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HoAh A7 £5 - - - 220,084.000  220,084.00
UikGigseay 231,800,000.00 - - 8,989,279.09 240,789,279.0
9
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TR BUREER T | 1,192,004,478.28)  898,441,620.50 4,153,000.00 555,675,807.59/2,650,274,906.
37
HEER
H
%

YT 44,925,627.61 - - - 44,925,627.61
= N 25,720,122.64 - - - 25,720,122.64
FHRES 736,106.63 - - 4 736,106.63

N o 2,576,819,159.
et 329,141,643.10 1,016,307,620.04 894,083,992.90 337,285,903.28 2
TNIR 4l % .
J*)\L#j‘zﬁﬁJ 829,600,619.80 | | | 829,600,619.8
I 0
MRIEF 75 H 3K - - 41 29,994,216.64 29,994,216.64

MR R - - 41 26,582,793.10 26,582,793.10

NS ER R 50,994.04 - 41 19,884,219.74 19,935,213.78
B Rat 1,230,175,113.82 1,016,307,620.04 413,747,132.76/3,554,313,8509.
894,083,992.90
52
1 f5t
FAHIE S 5K - - - 11,751,176.02 | 11,751,176.02
AT 2 [|] 5K - - 41 5,821,271.36 5,821,271.36
MAHE BN FR M - - 4 1,718,737.72 1,718,737.72
NATFEE B - - 41 286,456.28 286,456.28
MASTH B R 2% 3 - - 41 364,536.10 364,536.10
NATAZE 5 % - - 41 451,068.86 451,068.86
N A ok - . 4 21,352.42 21,352.42)
HoAth 47 £52 - - 4 207,500.26 207,500.26
UikTiPSeay - . 4 20,622,099.02 20,622,099.02
TR BRI | 1,230,175,113.82) 3,533,691,760.
1,016,307,620.04, 894,083,992.90 393,125,033.74

50

B BN NS G LA EME, IR A 2090 5 AR 2 55 E M H B33 H 24

BHFLTRK.

7.4.13.4.1.2 FIZ XS I BURME BT

an e

5354

BT A LU HoA T 32 B PR AN AR

o

2R AU 28 8 (A2 5l

X B AR H 2R B B
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g (R ARMII0)
AR AR
20214 12 1 31 H 2020 4 12 1 31 H
LR Z T F% 25 AR R #hngy 709 4 hn#y 3,180
2. MR LT+ 25 AN Ik %) 702 Yk %5 3,045

7.4.13.4.2 SNC R
AN R A& 48 4 it T EL 2 Fo A 18 SR R B &9 B AN I AR5 R AR B sh i U . A4
TR B 77 R it O R Ty, DR T8 B R AN KU

7.4.13.4.3 AR #E K

FCAd AR DA 6 ik < TR < kR P 2 e (i BOROR B e B A B T 37 R AN AN 26 LUk
T S ks DS 3R AR Bl i A AR e B B XU o AR 3k 4 T2 AR TR A2 5 BT L T ARAT 8] [R) M 1T 3958 5
F AN, BT e ) AR A A% DAUBS R IR B ANIE TR AT T4 B B 4078 i L B SR 2 0 1 52
AT RERYR TUESF T I BEAR P BN 2

AT G IR S BB B H A i b, SRACE B R RS, @ xR
DrIG UL BRI 73 AT, S S UETR I TG 00, M B B B R AL S A A R e s B B MIESR
HIE k7T B e BT, BB B 3L B R Z05E V0 B R dh M AT 430 . ARG e P E
WAL S T OB ALAL, SRR B ECE . RS AT, SRESIN AT RE A A
(RIS M IR o

A il BT AL A I 7 B B AR LA A RS o AR AR DR AH & Hh ISR B8 7 5 2R e B 7 1Y
0%-30%; RFANA25 H HALESNERBHE 0L & 20 KRG AR AN S REE )5, Dla sy
HAE—£E LN I BUR i A T3 S 5871 10 5%, P Ble AMOmEEE &, FlRIESE,
RIS FR RS . EAh, ASE G 5 8 BN FUN AL G e A7 RIE SR WA SE M %, e lis i &
Tl B 10 A AT XU FE 2, 045 VaR(Value at Risk) i b5 R IR A 25 £ 1T fs (107 7EAN 15 XU

SIS ] SRS RS HEAT BR R A

7.4.13.4.3.1 HAhHE R H
SEaA: NRMT
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AR AR
2021 4F 12 A 31 H 2020 4F 12 A 31 H
3 4 3 4
TiH
B BrE
nRMME N RME
18 L A1) 18 LA
(%) (%)
T o a s — R % 520,815,932.08 19.65 337,285,903.28 9.54
T ot E s — e H
A Sy A R PE — R R 422,935,619.70 15.96 468,837,031.54 13.27
T oA — e R i
FTAE S b 7= — BUIE R
&t 943,751,551.78 35.61 806,122,934.82 22.81

7.4.13.4.3.2 FAhA#E KRS FRIEURAE T

ik Bk gt bl e (B 7.4.1) LM HoAth 5 3728 8 AR FRANAR
X P A e H 3 4 % P 1 E I
A (A NIRRT
AH IR ARG AR & 1 AR Bl A AEREE
45HT 2021412 A 31 H 2020412 A 31 H

Ak B bE BT FE HE (B VE

W) 6,146

WAy 9,364

7.4.1) BT+ 5%
NI e S A e

. IR/ 6,146 /%) 9,364
7.4.1) F % 5% RDH BDH

7.4.14 HEITHEBMMT S THRER T Z U AN IR

(1) ~feiriE
(@)

SR TR e ET R TTE

NRAME T EEIRITERZIN, A SSOHME TR 5 B 2 SR B P& R A

JERRIE -

R MR BT ER T 3 ERZ R R
SRR BRER — R U B M OG5 7 B0 £l LR BT AT L R F A\ fEL
=R MRB P B AN AT IS e A\
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(b) FFEERILAA SR E TR BB R T A

() HZEX&EmTEARME

T2021 212 A 31 H, AEEEFA MLLA o vHE B AR N S8 a5 1 S st = g T
H R IRHIARAY 927,046,455.48 76, J& 125 R IR ARATN 1,897,862,643.23 7T, J& T4 = JE IR
RN 5,360,435.07 76(2020 4 12 F) 31 H: 25—)=Kk 799,031,243.16 Jt, # —)=X 1,777,787,916.16
TG, KHEZRR).

(i) A SeMHERTIR R RIE ) E KA E)
AT 4 DL R R UCZ IRV R R S IR 2R F O\ % TR U M) e e I

X FUESRAS 5 i LT R A, o B RS R 52 5 ANE BR (R R A5 I (52 2 A
R BUR TARR I RATERGOL, AR THEM A 2525 R IEER B IE] . 22 5 ANEHER R &
BRSO g A R P ZE AN 57 (0 A SCAEL SIS — TR AR Ak 1A B >R P AN R U 5 g A AELX
T S E R, AR DR P SR AN T3 1) 2 SR B 55— 2 UL R 20 = JR K

(iii) 2B =2 RA RNMERGNA AR Z) 450
T 2021 4 12 H 31 H, AFEEFA A ROMMERE T2 =2 XM 4RH T A 5,360,435.07 71(2020
12 H 31 H: o). ARKEEAE RIS = R ik T A 3,170,103.33 J6(2020 4FFE: k), ThA

P ok ()2 = 2 Rl T EA A3 a8 2,190,331.74 76(2020 12 T6).

T2021 5 12 7 31 H, ARIEERA N =R KM 5 MR Bt (BOIESR 52 5 B L i {H p7E
PRSI BB AR 5E) 2 Fe i (B 5,360,435.07 T, KA IIOMAS W AUPAUR AL AT (5 48, A mT R
B NE N Z I 52 PRI ZEAE TR A BRI P9 (R et B AR AL e s R, 5 A SR B2 RN A R R &R

(c) AEFFEEMLLA RMETFE N &Rl T A
T 2021 4 12 H 31 H, KR AR FFFIERZE LA M E T =R £/ %77 (2020 4F 12 H 31 H:
).

(d) AR ETHE R R T E
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ANBAZ SEHMEL B A < il B A A £ 2 AL HE ISR OUR Fo At <R b e, KT B S A fe
TEMAZER D,

(2) MR BES KA (A THENEE 22 5 — &Rt T RSARTHE) « (N 23
TSP (b NS 24 5 — B A (kTS 37 S -&ah T RS
) (BT A RReH G b T RAE N A SCHTERE , CARIEGH . o B ERAT ORI I B B R 51 2 T 2020
12 H 30 HARAM OTHE— B BIM7E Sofi i T RA G THEN i@ ), ASHIESHRRES
R H 2022 4F 1 H 1 HEHATHrem TR, #2021 45 12 H 31 H, ARES TR T HATH
o il T ELHE DU 0F 55 AR R I AE LR R PP o M AR G 5 IR, 37 4 i L U TS 2350 A
TG I S5 IR AN 278 SR 7 AR R

A H 2022 4F 1 A 1 HEIBHPAT AT RUE, IR Fovr R 555 i i, 143
VIR A B, 2021 4 (1 HBEHR R A E A

(3) BRa SCUMEASAAT iy ek TR AR A, A0 587 D1 53R H ARk 0 7 B I 1) L A B 2200

8 WREAGHRE

8.1 HIRELHF=HAEN
SHHAL: NIRRT
5 i H £ S B (%)
1 B o 5 5% 520,815,932.08 18.01
Hpe SR 520,815,932.08 18.01
2 R
3 ] 7 WAL $5E % 2,309,453,601.70 79.88
Hp: fizz 2,309,453,601.70 79.88
B SCRFIESF
SR LS ey
RIAITAE S R
SN IR B 4 il %
e SR 1) SN IR
(Rl
7 WAITHEFRMEE LA &6 15,665,257.27 0.54
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it
8 HoAth #5351 55 7 45,129,394.41 1.56
9 #it 2,891,064,185.46 100.00
8.2 BIRBAT WA R B R R A S
8.2.1 A WIARALAT WA KI5 N IR R &
s NRMx
R oy ATRE
g A7k 251 VIR IIKIED
fHELE (%)
A YISO NN 0|4 28,796,882.59 1.09
B KA 6,409,543.46 0.24
C g b 253,403,586.07 9.56
D | i HIr BRI 121,425, 233.78 458
E eS| 4 4,713.80 0.00
F R B 37,117.50 0.00
G b e iR e T4 . .
H (ERRRIIE Y Q4 4,608.00 0.00
! SR BPERNE B AR S 8 023,471.90 0.34
J SR 55,595,212.42 2.10
K Bl . _
L FEL BT R 55 MR 55l . .
M FFERF TR ARSI 24,350.18 0.00
N KR IABER AL B F 46,182,797.74 1.74
o JE RS AEHUR HAD R 55 - .
P BE . .
Q PR TAE . .
D& AN R 4 8,414.64 0.00
S ey . .
At 520,815,932.08 19.65
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8.3 MR A SAWHE S E ST FE LR /NHERF B BTA B B R 40

SRURAL: NIRRT

i B 4 T i
Fa | WA Ji SR A PR = (k) N RE
fH LA (%)
1 003816 W % 32,679,256.00 102,286,071.28 3.86
2 603588 = REM R 2,627,655.00 46,167,898.35 1.74
3 601318 P2 860,890.00 43,397,464.90 1.64
4 000725 WRTTA 7,486,396.00 37,806,299.80 1.43
5 601677 HiP =204 813,912.00 35,885,380.08 1.35
6 000636 KA =R 996,844.00 29,705,951.20 1.12
7 002982 WHER A 590,221.00 28,796,882.59 1.09
8 002353 AT I 713,878.00 28,555,120.00 1.08
9 600585 HEIZKTE 517,679.00 20,862,463.70 0.79
10 600674 JI# RE U 1,531,133.00 19,139,162.50 0.72
11 603699 Sy 1,410,934.00 15,449,727.30 0.58
12 600507 J5 RAFH 1,713,693.00 13,366,805.40 0.50
13 300772 Bk 286,501.00 12,600,313.98 0.48
14 601166 PVARAT 640,638.00 12,197,747.52 0.46
15 600426 e ET 380,223.00 11,900,979.90 0.45
16 002236 KAy 402,260.00 9,445,064.80 0.36
17 603916 DN 285,945.00 7,365,943.20 0.28
18 600941 i E#3)) 124,803.00 7,186,156.74 0.27
19 601857 A 1,305,406.00 6,409,543.46 0.24
20 002254 RRHFH 309,467.00 6,068,647.87 0.23
21 300151 EEAR TS 116,647.00 4,770,862.30 0.18
22 603105 CrRERH 281,200.00 4,673,544.00 0.18
23 601877 IEZR AR 81,146.00 4,372,957.94 0.17
24 600330 FKIB A 178,990.00 2,905,007.70 0.11
25 300217 IR HLK 473,506.00 2,675,308.90 0.10
26 688187 N EAMEER 33,865.00 2,595,752.25 0.10
27 601728 o[ HfE 394,011.00 1,682,426.97 0.06
28 002317 A 108,600.00 1,312,974.00 0.05
29 688707 PRAEHTHI 8,130.00 383,410.80 0.01
30 300616 v i B 2,859.00 122,622.51 0.00
31 688103 J1eAry 1,595.00 105,429.50 0.00
32 688768 ZETH H 907.00 98,445.78 0.00
33 688718 MEZEHN 3,145.00 87,147.95 0.00
34 688038 HRHEIA 2,132.00 39,911.04 0.00
35 301039 AR R0 2,064.00 25,820.64 0.00
36 301166 C T4k 253.00 23,908.50 0.00
37 301069 I 539.00 23,829.19 0.00
38 301018 HESI8 782.00 20,378.92 0.00
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39 300994 AL A 420.00 19,089.00 0.00
40 001296 KILH R 310.00 18,376.80 0.00
41 301179 FERRe 295.00 14,977.15 0.00
42 301089 LY b4 220.00 14,944.60 0.00
43 301046 REMERL 290.00 14,207.10 0.00
44 301188 JIVER I 647.00 13,250.56 0.00
45 301017 b e 555.00 13,209.00 0.00
46 301020 HERH 421.00 12,815.24 0.00
47 301026 s R 203.00 12,734.19 0.00
48 301021 JEEHOE 290.00 12,014.70 0.00
49 301092 oLty 323.00 11,472.96 0.00
50 301048 SIEET 843.00 10,925.28 0.00
51 301028 RAEATLK 733.00 9,895.50 0.00
52 300774 REASEE 444.00 9,359.52 0.00
53 301062 R 523.00 8,896.23 0.00
54 301025 B Ak 403.00 8,414.64 0.00
55 301198 AT 262.00 7,650.40 0.00
56 301030 (IREY RT3 242.00 7,627.84 0.00
57 301033 PRV 108.00 6,476.76 0.00
58 301032 LS iva o 513.00 6,417.63 0.00
59 301056 FRAFIA 572.00 6,343.48 0.00
60 301072 RS T 181.00 6,047.21 0.00
61 300854 o 22 PR 203.00 5,539.87 0.00
62 301063 T ER I 153.00 5,524.83 0.00
63 001234 RHEL 333.00 5,504.49 0.00
64 301038 R 266.00 5,381.18 0.00
65 301059 & =T 259.00 4,998.70 0.00
66 301027 HeiE AR 286.00 4,761.90 0.00
67 603176 MG ]| 1,924.00 4,713.80 0.00
68 301037 PRI AE 193.00 4,682.18 0.00
69 301073 H 5l 144.00 4,608.00 0.00
70 301057 1B 218.00 4,146.36 0.00
71 301068 K I 144.00 4,086.72 0.00
72 301079 HBBH 140.00 3,474.80 0.00

8.4 MEHARERTASHERZE)

8.4.1 RIFTNSHE i HIHE ST 1#E 2% BiAT 20 4 KB = BI4E

SHERA: AR

i SR A

e

SRR AR LN

o )2 B R
PR HE E A
(%)
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1 003816 HE % 142,664,468.17 4.04
2 000725 WRTT A 79,175,427.41 2.24
3 601318 Hh [ P22 71,565,965.00 2.03
4 601727 A 71,327,999.10 2.02
5 601398 TR HRAT 61,401,250.57 1.74
6 000661 K mH 56,016,743.85 1.59
7 603588 = REH R 56,015,173.74 1.59
8 002353 AN H i 1 54,924,028.55 1.55
9 601166 Ml HRAT 51,429,775.63 1.46
10 000636 KA m R 44,906,633.64 1.27
11 600426 e fE T 43,697,969.72 1.24
12 688180 HEY) 38,610,418.51 1.09
13 002236 KAy 37,615,488.00 1.06
14 600585 HEIZKTE 37,370,559.88 1.06
15 002982 iERER i ey 36,134,370.00 1.02
16 600516 UPNEN 30,572,415.06 0.87
17 601677 1P =EN4 30,545,200.49 0.86
18 600507 J7 KAHFN 30,028,744.68 0.85
19 002258 FR1 2 27,461,313.03 0.78
20 300772 BIE A 26,366,251.13 0.75

T “SENGH (B SEARCER AT ) T2 @i (ol Sz ISR S35 K S RAZ 3 (B
AN LA EE) B, AHEHRAZ G

8.4.2 RITEH SHE i IHIH &P 1#E 2% BiAT 20 4 IR BI4E
SEHUAAL: AR

o AL 4 BE
5 Ji SR AR i EE AR AR RS S FE A LA
(%)
1 002001 oK 74,148,181.81 2.10
2 601727 g HR 66,571,247.99 1.88
3 601318 Hp [ P22 66,356,066.72 1.88
4 601398 TRARAT 59,139,796.80 1.67
5 601166 POlVARAT 55,490,779.94 1.57
6 003816 [ T % 53,280,554.81 1.51
7 000661 K& = 47,840,953.10 1.35
8 000636 M A 45,685,945.81 1.29
9 000538 ~HA% 43,154,202.48 1.22
10 300772 BB 42,749,850.24 1.21
11 688180 HELAY) 37,713,306.65 1.07
12 600426 teEfEF 32,676,567.49 0.92
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13 002258 FlR{ 2 30,947,005.06 0.88
14 600516 T RKIRE 29,779,404.90 0.84
15 000001 PR AT 29,187,057.33 0.83
16 000725 WA A 29,057,298.90 0.82
17 002236 KRAEREAY 27,410,168.17 0.78
18 002353 ANF o 26,702,081.16 0.76
19 002508 R 24,849,581.12 0.70
20 600887 TR B 47 24,566,601.14 0.70
e “CSENGE (BTN PBEEERRA) S AT (B2 B ZEIN") P42 LS A 48 (Rl
THMNF LA E) Y], AEEMHIZ S %A
8.4.3 L NBEK A B8 2 H B E RN B8
A NRMoT
SENBEEERI A (RAS) A 1,323,211,246.34
SEHBEEERON (RS B 1,224,738,394.37

T CSENGH (B SRNBEE AT« S G (st e BN B934 S S A <l (ke

AN R UL KD 3R,

AEEMRIZ HH A -

SHHAL: NIRRT
o B4 Y 7 1 E
JP'5 7 dn A Al

ELl(%)
1 K 7 613,967,200.00 23.17
2 RATE - -
3 LRy 91,262,000.00 3.44
Horbr: BURTE SRt 91,262,000.00 3.44
4 Mk fiigs 180,813,482.00 6.82
5 Al G A Rl % 5 200,732,000.00 7.57
6 HOH R 302,786,000.00 11.42
7 Al (Rl A2 R f5t) 422,935,619.70 15.96
8 [F VA 5 496,957,300.00 18.75
9 HoA - -
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10 &t 2,309,453,601.70 87.14

8.6 IR FMME b Z B E L /R B BT T4 B B R A
SR NRTT

b7 G R PR
75 gAY i 2R (k) nRMME
{H EL 51 (%6)
21 M EH
1 210004 i 04 1,790,000 180,664,700.00 6.82
g
132009 17 vy EB 1,542,790 161,190,699.20 6.08
113044 Kz iEA% 1,428,870 156,375,532.80 5.90
20 [ S
4 200013 13 1,200,000 121,836,000.00 4.60
Dl
21 K
5 042100011 1,100,000 110,627,000.00 4.17
CP001

8.7 BIRIEA SME L E SR = E LI K NHEF KT 37 SCRRIE SR 3R 48
AT AR AR ARFFAT B ST E SR

8.8 MMEHIRIEA SYME o Ze S B 138 PR/ HEFP BT 48 5 SR BRI 4
REEE ARG RRFFA R E)R.

8.9 HIRAZA SMME 5 ZE SR 7= E b K /NHEA FIRT T4 BUIESER B4
AFE AR IR ARFFABGLE

8.10 MEHAKRAE S BRI HEHA 8 3L 5 & L Ui B
8.10.1 &L BRAE ST MIBTE AR S AR5 A 41

AT AR T IR ARFFAT AR W 0

8.11 AR A E ST i i 532 5 1 O it B
8.11.1 WMEWIRAE ST K BB T B2 40
AT AR AR AT [ 1 6

8.12 HHASMEMHE
8.12.1 75 I A FE G BT AU AT+ A2 UE SR HAAT EARAIIRA O A PRI L S A, e AR

Znthl| H AT —F AR BIATTETT. LTI
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8.12.2 i i W A A B G BB R AT+ 44 ISR A FE 2k & 5 RIS e B2 P 2 A R B SR

8.12.3 HAR HAth S T HE 7= 4 Bk

. AR
75 2K G
1 A RIE 680,229.87
2 RESCIE S SR 12,683,908.28
3 JSZHAC ]
4 IVLL@RIPSS 30,671,599.77
5 IR HA HR K 1,093,656.49

6 FoAt MR

7 R A
8 oAt
9 &t 45,129,394.41

8.12.4 HIARFKFA ML THE B I mT e £t 35 A 4

SEERAL: AR

‘ S
g AR W% 4T S

HEI)

132009 17 Ty EB 161,190,699.20 6.08

113044 Kz 156,375,532.80 5.90

132015 18 H1ii EB 101,216,387.70 3.82

8.12.5 HARAI T2 B EH AL FiESZ R IE AU A
A FE G ARG WK AT+ 4 B 22 AN AE IR A2 PR B

8.12.6 BBA ARG MERIF M FRRI 2

PO & NS A e A AR il o 2 W A 5 A U] REAF AR R 22

9 EEHFRAEANGR

9.1 HIRBEEHIFE N B LFEANGH
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FrE NEW
FEANF | PHFER IRk e e PN e
e ‘
() H L A A
B 14 KB 1
e e
AR EEAR 22 [ [
8,404 140,681.41 | 765,259,852.22 | 64.73% | 417,026,747.34 | 35.27%
WA A
AR 22 [ [
65,297 12,541.52 | 436,670,891.89 | 53.32% | 382,252,734.77 | 46.68%
HiEAE C
ann 1,201,930,744.
73,701 27,153.09 60.06% | 799,279,482.11 | 39.94%
11

9.2 MIRESEHEANMLN RFFAEESHIBIR

i H BB B s () i 3 4 A A )
P EERR 2 [ RO A
446,489.95 0.0378%
A
HEEHANTA ML TR ‘
PR 2 IR IR A
HARKES 218,858.31 0.0267%
C
&1t 665,348.26 0.0332%

9.3 MIAESEHEANMLN RFFAFFBAEES LTS B X MEER

1 H eyl R RS LR &N EEE X )
AR B AR 0-10
ARFBPEEANG FE A
SALGAI TR A DIN | AR R R 0
FFA AT AT 5 C
ait 0~10
AR S R R £ 0
A
ARGIRSLIFAATT | LEREFR R FRIR S 0
E = C
ait 0
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80 FFEAZESHFTERS

AT A
Ll H AR EERR 2 pE ERIRE A A AR 2 IR A C

EE&AFAMH (2018 2 H 8

183,547,948.05 31,795,624.47
H) E&manm
AR T S AT 2 4 4 A A 1,482,137,983.32 1,292,532,991.37
AR A B3 i F U 45 1,413,876,354.93 1,457,371,686.69
e AR B <5 S B[R] 47 0 1,713,727,738.69 1,930,981,051.40
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