FBBTHERG=1" BTN
BRBFEIESIRRES AN A ERE.
Mz Rz A& Rl SSRIN

AEXHAR:2023F06 82180
1 AEREAREE

Frig TG = A SRR B
FrififET R = AR5

015730
BRI
1ERE 20224F8 H12H
BEEEALIK Frif A RT AR
R GIEE AL FR AT AR A

ESTEIPEAH R G A AR P A

PRI EA R GIE) (ATSIGERROES
SE(EITRLNE) CATFSUE R Rk
Gk DU it fe R = e WA R W
BV SRS SN Cria RS I=A A
KRR Ji

gzt H 202346 H26 H
VBT H 20236 J126 1
HeE ARis B 202346 H26 H
HelibhiRG B 202346 /26 H

(D ASE S LE IO B, RIER A S ER TR e SRR T, Ak
FFHON A 2023476 H 26 F 4202347 A7 H (1040225 H)  2AI GH= AWML HT
HITFICH, R ATE & THAEELORIEE =TI,

(2)AHEEE 2023457 A8 B AR — NI, B PHIAN A G R B2 il o
HAG I PR TR S R BT A

2 R R Rt S AR ) L 5 70 ]

2.1 FRRCH TR

AR G N B YA H N R S AR TR B A TR ORI TR B, B
ALY _EHHESRE ST GYRESAL S FTIIE R A5 B A SR, (BEEEETE AR
A o ERIE R 2 Y EDR B s £ 6 R AU A S el ] S el S5 IR S 14180
N, 4B A TR Sl g R LTSS

FE A TR A HBUHHIIESRE 5 4 IES 28 53 22 5y IR A8 S sl AR R L,
FEGAETE AN U LR BIR FF I B IR IR TARRE (BB , (B 7 S e B AR 2
SHREAHR I R (5 B EEINE I N EENME A EAS.

2.2 FHIW JUEIO] B FF i F Rl 557N ]

ASEEAETT U JBE Sl 55 . AEEH MR RS L
TERE(REZR) ARG T MO, FFa R S0 S5l s . AReH
HPAME AR Z G LI ER(EEZEDEATT R, AEEFA TR DT 14T
7E B BRI 20 TER , BN R HEU R S B AS e, andd i)
SEFUEETETT TN A A R AT e A T B 2 e e T I TRl el
55, DRSS & & [ TR 52 R A R 01 B 2 ol 55 60 , FFBUIRG TRONSE , ¥ 255 S I Y
I PRI, LA RIS S NI A i,

F G EI NSRS & LT 2SN BB MR S e s
o FETFRGIAN AR AL S & RZE Z S H SRR ISR L i JeRml ke rh i B g
TEHUTRIASE 0, AL G ME I R SRR 2 FF IO F —FF I H 2 S e
Ty TRl BRI (i P NTEF TR S — B 957 PR TRV TR 2 R R L A el
SR ARG, TR i

202346 H 26 H % 202347 47 H (101325 B) AASEG S =FFROY, 58 ANFT/NE
B Sl 55 . F 2023427 A8 H (%1% H A AL &SP, &

SZHIE R S ARG 55 )

3 HEHALS

3.1 HIG SRR

A U R IRBE NSRRI 4 | TE(ETHIER) , SAERLITE R & bkl
SEMIRITHR T , AT TR B R MBI B R B R 1, BUALL R B L AR s,
RN TSR SRR EE .

L R TF R S A AT RSB E AR , B AR 2
SRR HL— 5 R S PR 0 H AL 0 BR RAE A et e
T b , PISLRIPIF RIS DR A A ARG, ST TIREEIES RIS
BOTFEE, MDRE R R A SRR T DA, SARIE S AR Ao

AIEGIIHE R NG 2 S P R L S D B AT (TR

IS A A N R TR IR _E BRI TIR A, (LA T B L B
HUERIBRS b (AARE G —F A AR ZE S OB B ol 256 (AR R 509% (G2
Vet , RSOy L S B AhA F ol S0%RIRI) o

FEGETENFDIRE AL G SRR AR5 B S FR AL ) LR &P B el
RS LR, AAHEIEE IR A S,

LGN ARV | RS R F I AR () AR O 2R R
il JEEAEIRASATETIRELHERT IRIRCE BBEINLOA SHETEME A £

32 HBEE

AHEE S OYIER ARSI , BRI RIINTHER . ARSI

FRBEAN RS
3.2.1 diislics
HaEM) TR
M=10075 04%
100 J7=M=200 )5 03%
200 H=M<500 /5 0.2%
M=500 /7 1.000 T/

TE: (OB AR AN S HIRY | TR IR S A R e S 43 1l

2%,

(2) FIA TR FH R FRGEE S BRI R ARIR, REIATE RV, E AT AL S Tils
IR B ST

3.3 HAth SRR 355

NGRS I, A Q32 (o PRI, 35 2 A2 (e ER AT, OB 7 5 2
BRI URASE S (&I, A

SNBSS AL B A sl 3855, R TR B
i 7 S H AR AT SRR VT B S B A T ) B S E TE R E I
bt

4 BHIEENY S

4.1 BRI

AFEG IR B AT 1, 10T AR R LaRRRG . SR SR &
RIS AR T, SRR S R R AR , FUALARS LA ik, 3
BEATEIEH SRR

4.2 AT
VEE(E 5% FH b T2 AR B B (RPN ORIE, TERE G AR A A SBR[ At

B W] B S T IR i soet, RLAR T
AR [ [Ereg

N<7H | 1.5%

N=7H | 0%

S TREHAINLT 7 B IR Wm0 AL G .

4.3 HAh SRR I

LGV AR A BREIAR AT s 2 Sy s U AN DI, TBelm 222k

FESETRN P DB B AR AL £ & Ry i TS N R e el 375 X,
HHRR R T 3 3 BT A e B AR AR A TP BB S o 2 15 AR R TN )
WA SHUETEILE A A S

5 HHHH s

5.1 Hutiae

S5.1.1 g

B SHAREGRRINE , AIZE SR NE DARIS 230 B S S ARSI S G
AR AT T Bt b Feth AL S TR B IR S50 A B G B F Y
HPZETTHBII L o

LA, BRI B IR AR S0 R A0 B & 5 A B S AR 2 T
#hE, BRI S A T R S TR 2 S OUTTE . MBI BR AR S &1
FIV e P ol A e ), SR RMSCHT P e 22 2% P 5 A A Bl R o ) 2 S T FR B PR RO 2
SRR NEBR IR E T . A FIRE MRS SO FI TR 36 L A BE S ORI BRI L
Btk At . SRR RS R RS,

5.1.2 HEGHHTHEAN

AR =R TR B+ S R [ 2 B

FHAL GNP =R (A L G B IS S A (Bt 2 G 2

ARSI Y BE H E St H AL S (- R DL SR 9

A2 B F=Max (Pl S A G HIITE S+ (e AZE S HI TR 3)- ol
A A G I e (1 + AL GG 25) , 0)

e NOYR=(re HH D et 2 2 B 2 Ao (- e Bl ) + e A B R BB B I

E

TP e AL G S A RSB L PIA ARSI G 087 Feth S B & AR
J5 AR /NSRRI, b A IR AR R SR S B e BT B MBI &
F ST AARR 2/ NEOR R T, B 2 IR (e A SO S I

FESETN R ES ISR AP M ERARH A,

5.2 Hiith SR AR




5.2.1 Pl 553 AL SOl
ARG FAL 55, 1B T AR G S AN B M DOl o5 i E At 6, B
IRIEEILAA T T 2023 424 A 25 B A AREASE R ARTHEA TR TR NS5 E
THEEEATAL 5 A Do B RIS R TT IO, FIBNE AL & S5 A T il
N2 er il el

5.2.2 HeRAI

TN Rl S, e G I B AL T r IR Al sl m T H IR B A5 1Y
FE WAL T AT RIIEE AR AR . BRIt AL ST, 1624 H AL B L
SRR R ARG, 22 S I It UG HIASHIG .

S GNP RS SHAR A L R R GHARHTIE H (T H), IR T+1 H
RS IR TR IA . BERERIIE T+2 H M 2GR R SRR RIS ENL
FIETHARIITATE DL, Felfill 553808 “ Seak et Wl 5 MU, R E S el A i TRl R Y
FEEER . FARE A SO RN R IR, B AL S E R R B
AEESBBHHHA R EFITAT R

S (AL O JF), RV BU SR T 1006y BEROMERFA ArPRE 4
BB > Ak S AR A L R S AN, AU E 131, e — R TR R A
Blo FIESHENITITEILEN L RIUE , RIRSIESHEIIIRRE Ak, ZEEM
HE A RSB LA A SRR TRIFED B AN, MEIE .

6 EWEAHL TS

7 ESHEY
7.1 INHENAE
7.1.1 EHIE
RIS EIARSHEA T PO
(LT - b TTAL X 5 806 %5 311 360 2
IINAHIHE : BT AGHTX (HADKIE 1528 Shs MR E 158
EERERN I
BRARA: TR1ER
HiE: 021-60334511
£72:021-60586906
% PR S5 HLIE :400-9595531 (S KakIE TR
[0031L: : https://www.donghaifunds.com
7.1.2 5MEEHIIE
FRUAEHRS EIRA T JHEIERR G IRA T P ERAIERR D AIRA ) AT
HIRTHEA R FHHE RS EAIRA B PRE R S EATRA T LR OIS S5
ERRAT . LSS ERRART , LB RRESHEARAT SURER LS
SHEABRAE WD (HUN) ESHEAIRA R BB RSHEARAR JtEEEE
HEFRAR A NEESHEERAR GBENE (L) EEHERRAT | Lig
SIS EATRAE LIRS E AR AR LERBESHERRAR 15
WIFFEEHEEIRAT AU S EAIRA T M T S EERA T TR
TR AR
FBEIARTRIEA G A SRR AN A R LS, H R A .
7.2 HINEEEN
KIS TN EN
8 FEEYHHE A TSR AT I TR 2eHE
B O RAE R I, R SE AR Y B DG RA S — IS EREE S5y
Wil TETFBCNN S E AR A 7E AR TR TR K B B e G e &
HUARI T E L Al 5% i H BB S S AL S B R IR E, ASEHANER
M TR A i ST — B OVR B TR I P B A A A J 5 — A B DB R 4
DY ERTE S Y R E.
9 FAh TR RN
(D) AR AR RE D3R AT BSOS I (] B el 95 S ARG ST T LATSE
B, SRR T REASE SR AIS A0 TSNS 6 (e & R RICIESE 45 ) Sk
SR IR AESFEAA F] G (https://www.donghaifunds.com) 77514 .
()G rIE DL N
RIS E I EIRFHEAR
[903155 : https://www.donghaifunds.com
RRHLIE:400-9595531
(3) R A N R TR O TS B0, T b sAE R A AR O (3 4 5
PR, B4 TN LIS RT IR I CAFF SRR R S 5 B B T NI O
SELEREAN A .
(4) Bror H e G B iy R G FR I ) R S MR i e S 51 A T L
EEHEN A SHRE Ktk
(5) RBEHRIR : (RN A, B (e AT AR S B XS . ik
IyER A NS RO AR REIE O], By sieh 2~ — Py eTeinl. e A oKis
VLS5 F B R 52 i SR MRS FI AL BT (B AIIERL & — e B, B R PRIER AR
2o FEEH EASAREBHAR RN, FSEHNEF N HMEE S SRR A4
BRI, R B R AR S RN E PR AR SRS A JE5FEI . Sl
AESRE S RSN
R
FEESERAREEAR
202306 B21H



