KIIERFERSELENIESFRARS
2023 FB_FERE
20234F06H30H

EEEH|A KITIES (FE) BEEEERAR
EEREN:PEREBITROBERAF
WX H HHE9:20234£07H21H



§1 EERR

NG I N FOTE 05 2 B (R ACH 25 BT AR VOB AR AR 18 S PEW Ik
TACHN, JFRTIL MRS, AT MR B L A

NGB R AP R ST 1 WA DR A & L LE, 2023407120
HATRET AR e I 25 4657 . AR A A T B, (R R A
AERERIEE. 15 PR R T I

IR KA AR P B S B B RUE S &2V, (L RIEE

& ERA

&M SRR R K BT AH KK, B0 E AR 45 T Sk /i
A4 bRl 5 AR 4 ) FR S5 U R A

AR IS FRR A T

AR W 20234204 H01 HAZ E06 30 H 1E .

§2 EE MM

B & TR KT Rl i Vi & A R ke =X
He TR 014339

S S (Y L RFF I
EeERAENRH 2021412 H29H

229,874,279.7641

A e < 30 A R E A1) 32 7 N A R P SR B A B L
=, BETHRIR LA, FREEBIRmRSE
UTRCE, ORI e B IR E B A

AN 4 1) 2 B VTR B AL
v R E R

I SR AR T SR WS
i3 $5 % S
PEFENE a0

I it 1A B 43 % SR

v PR RRIER IR O

AN O AW N =
J J J J

b & ek

FHAR TS B 3k AR Bl 2 26+ 7 5%+ T4 A 4R B0
7 H*25%

RS AL 2 AR A

AIE Gl IR, FCTUMR B R 2 5 T
B A R R G, LTRSS

LN




KT R RE I TR & T AR SUIE R 8L BT Rk 4 2023 455 — ARy

HEEHA KITIES (B S g g RA
HETLEN rp [ 3 AR AT B R A 7]
KL ehliER A Mk | KILEsemliER S MKk
AT He A Ty EE A TR
Fﬁﬂ/&ij‘zm_—tj‘zlm% E:—&A E:—EEC
T @ RS S AR 014339 014340
s WK T B I & 1A AU

=

221,766,294.4143

8,107,985.351/

§3 EEWMFIERMESFERIN

3.1 FEMEER

B ARt
WA (2023404 HO01H - 2023406 H30H)
FEWFIER KT RERIER AR | KL gEmIER S8
KA KA C

1A O S E i 7,207,274.62 298,309.50
2 AR -2,914,110.39 -206,146.33
3BT 35 5 4 4 20 AR R -0.0132 -0.0242
4 IR FEE BE =1 220,076,224.48 7,997,934.49
5 R B S B 0.9924 0.9864

E: (D AP e R AR RO . #eiilia

HAtfe N A& A RehiE

AR ) FHBRAH R ARSI AE IR % o IR AR A0, A SR D A L se B e in A=

LI IR IER S LI ERE

N G BB N RSBl AT 2R T B s 57

32 EEFERN

(2) EREENSHEISAEEITE AL S SRS T, it

3.2.1 EE O E KR KIS RISt R A AR 28 R A LR
KATH e flG IR & AR AT E R L

G L8
| R | ks ﬂkj’:tufj
. EXERLES . | AR
i B RhMEZE | HHEEs o O-G @-@
O ® %6 BRItz
@
HE=NH| -1.82% 1.08% 0.37% 0.83% -2.19% 0.25%
LR H 7.85% 1.06% 6.85% 0.79% 1.00% 0.27%
ok — 5.64% 1.13% -4.79% 0.96% 10.43% 0.17%




KT R RE I TR & T AR SUIE R 8L BT Rk 4 2023 455 — ARy

heaali 0.76° 1.00° 14.42° 1.16° 13.66° 0.16°
RS -0.76% .00% -14.42% 16% 66% -0.16%
KT Re GRS e RCiFE R I
X | Mg
ey | AR | MR |
N EER | e oo | BEENCES
BB N ThrdEzE | Rt | O-® @-@
EO N NS
@ B
@
HE=4A -1.92% 1.08% 0.37% 0.83% -2.29% 0.25%
LR H 7.63% 1.06% 6.85% 0.79% 0.78% 0.27%
ok —5 5.22% 1.13% -4.79% 0.96% 10.01% 0.17%
Q%é&\%a 0 0 0 0 0 0
R S -1.36% 1.00% -14.42% 1.16% 13.06% -0.16%
vE: (1) ARG LS v Sy AR T [ 1 38 b A8 B0 8 R+ 7 5%+ i o A Fe B 7
x25%; (2) AFEEREEEFAEMH N 2021 12 H 29 H.
322 BEESARAEMRES R iR EB KRR RH S FE NS B W S R4
L8
KT e R AN SR AR S B RS E S R SR TIH A
(20215126 298-20234068308)
10%
3%+
0% La ! ! Aﬁwnvm Iu
A
-10%
-15%
-20% -
-25% -
-30% -
2021-12-29 2022-04-01 2022-07-08 2022-08-29 2022-12-30 2023-04-03 2023-06-30

— KIEEEReE R A — UShEEs




KT R RE I TR & T AR SUIE R 8L BT Rk 4 2023 455 — ARy

e EEsER e e (R EEr RS VS R E e SR S E LN E
(2021%12R298-2023506H308

§ v
v,

-10%

-15%

-20%

-25%

-30%-
2021-12-29 2022-04-01 2022-07-03 2022-09-29 2022-12-30 2023-04-03 2023-06-30

— RTESHERAREENC — USHRES
§4 BHEARE

4.1 BEEELHE (BELELH/NA) fEih
ARSI FEZ MR | E5

k4 IR 55 . Ml B
FERHE | B IR

E4E. hE., BEPRd,
HAARS N HE . B
RS S A PR A R B

WA R PSR
Jite JE& R | 2021-12-29 - 8 | awEIBFFL A KITiEs: (E
W) B A PRA FIRER
o BUE KL B REfIER A
R AR 5 3 4 1

HEE&E8H,

Feo (D HARFMEIRE . SIRHASEARME R EZ H, HERESEE RS
FAERCHERTER, WATERH B S A FARH:  (2) EFHR MR 8 EIE
e GEHFEELENMES. WFH. MPEEA TG LMW TS B IMNEY AR
FILE o

/-

Lot

4.2 BB R E I A E G (A 715 T 00 B

%4



KT R RE I TR & T AR SUIE R 8L BT Rk 4 2023 455 — ARy

AAREIIN, AESEHNHEEY GEFE) « GERREERE) « GEFK
WREEERF AT ERFEL) S8 REEENMRE, T8 5 5 e A F A
HHEUBLE, AEWEEH B 5T, BORBRE ORI R 5 NG o 45 S I 3
a2 B, FEIE 0 KU 2Rl B FRrA NSRBI e . ARG I, Adkeiz
EEEE I, REAMELRSHIRFA AMBEITH, REENFLZS . BRATTHIA
BRIRAL 5y S HAE AT, 5 B PEE L, iR, 728, ARG HARSEHAE
B AR T RAEG 5 ARG 2B I APy, B E B RN
BAE, JREE R MVEIEIE. ROEEAESNIEARR, A RRER AR A
B o

4.3 AR G
4.3.1 AF3 5 B RPAT IR
ARG, RIS ARG T GERRESEHAT AT SHERSE
DLy BIAH ST E , 38 T P PR 308 PR o o o B AR, 0 35 R PR 45 8 XU A 2R
ST B, AR A XS R AT B BT S S AR B A A, VD SERVa R s fniE AT N .
(—) ARG NPT BRI S a2 A 1) [ 7 58 5 i 22 0 it
RIEE S A PFZ SR FEN, BOHHE T ARE T RS, AEFRHFR RS 25
B o JE IR BE LS RS M 22 o3 bT s FRAT TR IAG KT ¥ A 6 38 (R 40 1R 1% 58
BRI, HREEN RIEIBITIS%EEE FET oMK .
() PR RE O R R 2087
AREEEEH IR T=3MT=5/E Y RN A& 1, $ 4 ald A58 5 150 7 Al fEIX
PN B S35, 1 DA AR, EAT 36 & ol 2 A (A1 FE S F N 180 2 11 1) [ g 22
G EMT. STEEEZ MR SR (FEAR=30) , EMREE K7
1% 8 EH LR .
(=) FE& oA R A &80T
X TR RE I I A SR EE N R 6 () 3 S 4 A o TR I (R B 1 AR A R Y
B RPEEHERX, CERESSIGN ZEN TR, RIERESSHEMREA A E
NI LB A RNE W] BE S BN AT RS 5 AR 2 3 AT N
ARG HAN, R HIUE AT G 6 IO, AT SRS AR EA AL
LG EMRI R HNEAT N, AT 5 il B B AR PAT S 0 R AT

)
hil

432 REXZHIT AN ER Y
ARAR A AN, AR G 5 AR G BN A B A 150 B A 5 R R AR KR H S ) A2
Gro AARTEIAN, RKIUATE A T REFEA QT 52 5 MM 2 5inik (0 57 9 58 5 o

4.4 HEFHNE SR BRF KBS



KT R RE I TR & T AR SUIE R 8L BT Rk 4 2023 455 — ARy

AR AT R IR IR N 2, AIE SRR N FH U AW SN E, &
AR R BLE T R L

BEOARVIEAE R E Y 9K, BEES I M. Hlas AL B BEE PSSR Al {H
WIARARIE SR, Ja 7 b St IR K B IR ) B B E) 7, XA R A 5 82 E s BRI 14
JilAl

BEAk, BRI ATRE QIR A58 1 G b PRI AE U, RS2 22 B 5, ML SR A
{EEITHIE — R f s 770 Horp, — S8 B RIITE S J ) 4l H A E s AR B I 2R e B (E
FEAST i R EL R RV TT ]

4.5 WEHANES SR

BEEMRE IR, AR AR S0 HIHE 90.992470, CIHEEG A #HFE 90.9864 7T
AAREIAN, AFIEE M ATTHEIS K -1.82%, CREGMAIHEIEK A 7-1.92%, [[
b 5% b IR A U 2 % 090,37 %

4.6 MEWINEESFHFAANBEES B = #EME A
ARG NREARES, HeESRAEMH N20214E12A29H, #EARMRE KRR
W=, BAERH (ATFEEIFFREESBIEEEING B+ —458 KM E.

§5 BEAGMST

51 MEPREEHR-AGHR

F5 T H S () b 3R E S T (%)
1 I 2 $5 % 188,902,546.53 77.35
Hrr, e 188,902,546.53 77.35

2| Bt - ]

30| e BB - _

Hrp. figz - -

B X HFUESR - -

4 | mEJEEE - -

5 | SRATAE M EE - -

6 | FNIRE S/ T - -

Forbre W R0 I A SN ] ]
S Bt e

7| AT RS & &A1 55,166,687.90 22.59

8 | HAh#E™ 147,390.74 0.06

9 | &it 244.216,625.17 100.00

%6 Il




KT E RE G

RA TGRSR BB R 4 2023 455 —FF ARG

SZﬁiﬁiﬁﬁﬁﬁﬁmﬁﬁﬁﬁﬁA
5.2.1 HEBRBITI KRB R E

A
I:l

A

AT 5

/AfMNE (7o)

SE-

BB AL (%)

A

PN NN Q014

B

FERT

C

il b

152,703,774.26

66.95

)

HL L 0 RS OK A
VAl

i

R EEM

2,290,640.00

prGibens IR eyl T 4

T Q| ™|

)

EAE RO,
5 AR S R BRIk
55k

33,908,132.27

el

Bt

AL GE AR 55 A 5530

AT TEMBAR RS

NCRINEZ S v IP/AS S g K= SN

J& RS  ABFANH A R 55l

4=

PAMM2TAE

AG AR E A AR

n|m[O[=|[olZ|Z||R]| =

VAN

oaN e

it

188,902,546.53

82.83

5.2.2 MEMREATIREBBER R REZRA

AT ARG IR AR S B B E

X?R‘

5.3 MEWIRIZ A SYME A B B 3E IR/ HERF KT+ 42 IR 55 P 4

B9 | BEARHY | BEXAR | BE (B | AniE o) | HEESE = HE G (%)
1 002859 | WEERH 450,000 12,465,000.00 5.47
2 002876 =R 333,400 11,058,878.00 4.85

i
=




AT RE G TR & T AR SIE R 4 B R < 2023 438 — Lk

3 688279 | I&EIERHE 74,000 9,768,000.00 4.28
4 300679 | HERA | 281,300 9,296,965.00 4.08
5 000725 | HARJTA | 2,260,000 9,243,400.00 4.05
6 600183 | A #iFlHE | 640,600 9,096,520.00 3.99
7 688188 | tHAEH T 47,829 9,018,636.24 3.95
8 688232 | Fraifxft | 165,820 8,922,774.20 3.91
9 600741 | HEIR%E | 477,000 8,805,420.00 3.86
10 | 300502 B o R 91,890 6,245,763.30 2.74

5.4 MEPREFFEFHIRNBFREAE
AL EAME AR REFH 557

5.5 WEHREA RPME SES T 3#E B/ HF R ET LA RS R 4
AT A IR ARFFA 557

5.6 MEHRLARYHE G E SR AE AR/ ERFRIET+42 B SCRRESF R E Y
4
AT AR IR AR FFAT B SCRFUE SR

5.7 MEWIREZA RIHE HEES T #E AR DHEFRET LA SRR A
AIEEAMEHRARFFA ST E)R -

5.8 MG HIRIGA SMHME o5 F S T3 E OB/ HER BB T 42 BUE B3 B 40
AT ARG AR AR FFAH BGIE -

59 MEBRAZESRENRBHEZ S E LU
5.9.1 B RIR A S HH KB W S A48 25 B 40
AT A IR ARFFAT AR I B2

5.9.2 AR BB R BB BUR

AEEUEMREN AT, Z5BEREES .

AHe e 2 5 IR S B BT I LA SRR PR PR S S A X RS T 37 4 AR AT 10 W AT
A MBI a2 AT (AR A o SR8 PR RYE 2O BT R 2R . BUR SRR 2R B
MR, SaEEmEEITE, FER T BEE B R 855 B S35 10 AR
i, DL RN & AR OGP GE AR, #iE 2 5 I 522 2 I8 st Le ol o




KT R RE I TR & T AR SUIE R 8L BT Rk 4 2023 455 — ARy

BN TR FE AR A SR R P . I BN R MEARRAE , 3 AR A Bt
MARGUE RS« X PRFER T 0 T ARSI IR ARG, s FH A e [ 555 R Y < AT A2 ot )
FLATAERS,  DAIR B BB BE 4L 1 B AR XU IR H 1

AR A MR B AL, BB AR B M BHE, PR G Eid
ERERESTIEAR RS NI S

510 EFREESBRMERB R ZHEHUHA
5.10.1 28 E R L B B EUR

ARHE G ARG WM E N RS AR T, UEAER AR, &Es5
ESES i E S A

5.10.2 1R 5 MR AE S BH B E G R R e85 28 A
AT AR IR AR R B U0

5.11 BBEHAESWMEME
5111 AEEEFRRIT+RIEFHRITEEEAERE BIBE R ER I TLRFE, SER
HRH|Ha —FEANZBR AT ET. ETHERE.

5112 AESERMATEEE, BAEHEESRAMENSERE

5.11.3 HABBEF=MI AL

FP5 E2N e O

A7 HARIE 4 107,811.01

IESCUE S 5K

2T IBEA]

IVLi eI NS,

IS UAC FR T R 39,579.73

FoAt MR

HoAt

<3N BRI o N RV B e S I NS

&it 147,390.74

5.11.4 15 HIRFFH KL T F RO T $ #5357 B 4
AT AR IR ARFFAT AT 5 I o] 3 i 557

5.11.5 & AR BT 48 B A AR T8 52 R 1% 10t i U
ARSI AR T R AT A4 BB SR R AP A S PR DL«




KITH fe

g R 5 T R S IE SR P B 4 2023 4R 55 — AR

5.11.6 RRAEGREMER A 7B IS

BT & LAER, 2z MmE &

THIZ 8] Al BEAFAE R 22

§6 JTHAEE MBS

Bh: iy
KITERehliER Mk | KD RefliER &Mk
A A C
A 7 S S 2 4 1 A0 A 217,201,006.59 9,744,174.64
0 5 1 A 1] 2 4 A ) 493 20 45,856,381.38 1,237,779.34
PR: ey T I 2 <5 e B ] 47 40 41,291,093.56 2,873,968.63
2 S B 45 2 AR B 3 A Ay
B/ DL )
5 SR 3 <5 A 0L 0 221,766,294.41 8,107,985.35
VE: S A AR R AR
§7 EEEHEANZHERFRSBRBELRESHEN
71 EEEBEANFHEFEESHBRNIFR
Bh: iy
KITHRemlGERAER | KL ehHERA R
KA KAgiC
1 S SHAE BE N (R AS BE 4 03 0 10,000,486.16 -
i 3 3 1R) SN/ FR 4 - -
i 5 BB 1) 52 /T [ Ay 00 - -
i SRS BN R (R AR B 4 03 40 10,000,486.16 -
R SR A A 4 0 5 B 4 s ]
BAREELS] (%)
A RS AR A AL S5 B e S AL T, R E Sk,
K17 BER &% B K Um1ﬁﬁ@
72 BEEBEANCHBEARERELEERT 54
RIREIAN, FEGEHANAFAERZ HE A T SRR ABES .
§8 WMEHRKEAEZSERKERSFEHHIER
i H Rt | FREmBLLE | RS | KEGBLEE | KEMEUK

%10 |




KT R RE I TR & T AR SUIE R 8L BT Rk 4 2023 455 — ARy

R | ERmaitbsl | Bas | eRmEitesl | EREE R
HEEHNR | 10,0004 10,000,4
o SO 4.35% U 4.35% 34
B4 86.16 86.16
HEBM A
TN R
FE 2T N
" ) ) ) ) )
B e N
*
HoAh - - - - -
10,000.4 10,000.4
A s s 4 0 s > 4 0 _
it 86.16 3% g6 16 35%

VE: REA A e S LB . AR A A e SR A L B T S R, o BER AR
ORI S 00 AL A

§9 HENXMHHEZF
9.1 ZEXHHZF

1y A R M 2 v AT ) 3 VR 5 R bSR3 43 8 0 s 55 2 RIS IRV E M S A
2. KILHE aefiliE R & M ORNIEF R R e e 5 FH

[
3. KILERedlER A R R IE R S A S S U
4, KITH el i i & 284 R e sE 25 $ 3 BE AR Bl
5. R
6 & E NS TSR B
7 AHR S TP HE E PR T S A
9.2 IR

FETBOM B G BN TP Aot B T AR X 4 KIE 1198 5 {2870 — 227
JZo

9.3 BT
PG E DA EDV I 0] 22 2 4 HE N Al A G 2 A ), 7 v o 2 A N ) sy A
i, Mk Awww.cjzegl.coms

KITESS (B R-EEARAH
20234£07H21H

11 7




	§1  重要提示
	§2  基金产品概况
	§3  主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4  管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5  投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注 

	§6  开放式基金份额变动
	§7  基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8  报告期末发起式基金发起资金持有份额情况
	§9  备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


