TRHE SRR MRS
2023 4E5E 4 BEME

2023 £ 12 A 31 H

EE&EHEAN: LREEESEHEARAR
EEXEN: PERVBITROERAF
WREZHHEHB: 202441 A 19H



AR LR R HR A AR R4 BT I & 2023 458 4 FFREIRT

§1 HER

FEE AR E RS LEFORIUEARMR S I BRI BIC . RSP IERE B E 8N,
FExF H N A E S HERA VAN 58 B MR AN ) S DA

FEIE N EARART RO A RAFREAREESFME, T2024 %8 17 1THEZTA
A P AR HERIIANR B A SRS SF AR, REERNEAFAERBICE . RS
IR B H OB .

B R U LLCSEAE L SR 51 00 SR ) AE B AN 8 927, (EANRAIE R 5 — 8 R o

F G STF AR AR A AR, 58 AR H 50 R SRR A2 B 1 A
2 SAINEEE ST R TR

AR I 55 BORER 2 U

AR EHIE 2023 4 10 H 1 H&E= 12 A 31 Hik.

§2 F &7 i BRI
B4 TR THRE RS
B FAY 015135
HEfEr = AT
He A FRARH 2022 4E8 H 1 H
P R R 4 47 A A 200, 450, 323. 80 17
B Hbx PR A ) USRI OREE B8 7 A MR R il b, AR AT

AP AT ERE LEALL S A, B TR A%
ELVE N LRR SR, IR T KRR E
B SRR SR 1 A 2

BB R AT B e BB T ST B BN BRER T 35 AR 1, AR
W EMAGHBAT RS BWATFTBORAZN. IEFT Y
BATIRGL S [ PR3 A BU5 DR R IR AT T,
W Py e B IE TR T R a3, A e AT IR
AT ENER AN BT, SR A TR B 257 B XU
e KT o R 78 A R WL B W A0 S o A ) S i
b, RIS SRNS, £ B Boh, i

%20 gt 13



TARFRE AR RER S R R I S 4 2023 4E57 4 FRJERY

IR RGP BE B LB, e TATRMIT, &k
A 2 S 587 e & Ll

RIEETER “LHRRrE” 2R Tl gl
e Rt BRL” KL, AR kA B

CBURfafR “ TAREE" &AW CRTIFRERRH </
BN s TAERERD . COALAME AT
fre skl “ LAREE . R SR IL) 2

R, PUEREHNIENFERIII, e (Dl “Pi”
RIEH ) Py ik, MFLH7) 7 i e T
NV AZ ORI Z AR AR Sedt Al T 2N LAl

T R R P T e e N N W T B P U
7 b A L SRR B R BRI AMELRR” BBt
B CHES T P B SR TR O B A
BOARMP= S B P WAL BOS; Bm 8 —UE BBk S
SR GRARBE R (AT i SV A G BT 2

Al FAEREH LR OC BT AR N TR AR LR
B “NENT A B BTl R . Rk
HI T BRI BB A R AT & “ L RERT” &
AR 5% AU 23 W AR SN 55 (A7 i v il A AR AR sl
B HNAEEATIE SR8 5 A A0 _Fid 3 E & 1 A
PRI R ATIBEAT #P FE R B

ARSI EoRp B E M T A E B MRS & 10k, B
B BRI AL, IR B AR R
o E LTS e STHENS ORIF IR e i KT
PARBESRAGE A 2], R R SR o P I 5 5 BRA
MIZh AT #T. B R RE MR TERARAG IS A7, B
s RARAT I PR AR L R BTSN FIKI A 7], F5 4k
PRS2y F AT ML AT S At AR, LS BRRAS T
FEME PR Ak, 2 A S E ST R 1
BRHL o AR RE I BOE R T & B BT

O3 13



AR LR R HR A AR R4 BT I & 2023 458 4 FFREIRT

.

AN A [ E W AR RS BB S U T, SEAT ISR
W AIE T b AL TR RE LRI TN 53 0l AR
e RS S5 A, SR MO SRR I, &
[ e W ad B I HE, RIS ittt e
T PR ] 5 WAL E J3 415 P A T SR

b &5 b e v FRE 1000 850025 R X 7%+ PR & e (afi) f8
Bl i 2 X 20%HEAEFRFUN R (RILRI|EE) X
5%
S ERERR R AR NIRETIFE S, TN A1 XU K T T i 22
WIS, mTHFENESEERTTES. AHEEW
R CERE R AR S, IR T AR RGEN L T
IR IR EE . AR T3 DL K38 5 30 ) &5 2=
S R R KU o
HEEH N TARFR G R EEHAR A A
HEFLEN L AOARAT B A FR A ]
By R F 4 1) FE S TR THRERIFIRS A TAREREEFHRS C
@ F A HIAE Y 015135 015136
5 AR R 2 2 4 1 AU A 186, 194, 436. 78 #y 14, 255, 887. 02 43¢
§3 FTEM S/ MESIHERI
3.1 XEM &
Hpr: NRMoT
AR (2023 4210 H 1 H-2023 4 12 H 31 H)
Bl SN
HHoE LRERHHRE A LGRS C
1. A 2B s -9, 071, 518. 39 -699, 373. 01
2. A HHF 3, 391, 647. 60 239, 922. 65
3. AL 35 3 4 Ay B0 AS HH A1 0.0179 0.0167
4. BRI & i E 148,101, 677. 11 11, 242, 840. 54
5. WK I S AE 0. 7954 0. 7886

PECE N ab o B S\ A5k =1 A NS R i S R EDANVN AL S B St E 5 E R AN S ER N e v S

LT Py



AR LR R HR A AR R4 BT I & 2023 458 4 FFREIRT

2. AT IR 2 TR B S AR SN . B BET . HARION O & A et B4R 31k
f ) FHERARSC 5 AE RIBAEA 2 IR B0 AR A, AR Dy A 9] s B s n_EA 2 fe (522 5

2 o

3. PSSR BRI S MR E —H, iz H RS NI B 5 A sE 5 H .

3.2 HERERI
3. 2. 1 BEMPIHEN KR LH 5 FHL S R FE b s R K 8
THRERBEHRES A
NG ae:s
‘ HEBKR | g
BB kRO ‘ flzisl: | 0-@ | @-@
REEQ | MkEE® |
HED
TE=4H 2.39% 1.07% =2.30% 0. 81% 4. 69% 0. 26%
=N H -9. 81% 1.01% -8. 28% 0. 79% —1. 53% 0. 22%
o F—4 -18. 89% 0.92% =4. 25% 0. 74% -14. 64% 0. 18%
EE e
=20. 46% 0. 78% -12. 39% 0. 84% =8. 07% -0. 06%
R E 4
THREREHIRS C
| etk
BERKER | R | )
B KR \ HlEEE | 0-@ | @-@
MHEEZQ | HlREG ‘
L@
TE=AH 2. 24% 1.07% =2.30% 0. 81% 4. 54% 0. 26%
=N H -10. 09% 1.01% -8. 28% 0. 79% -1. 81% 0. 22%
ot —4 -19. 37% 0.92% =4, 25% 0. 74% -15. 12% 0. 18%
EE SeaE!
-21. 14% 0. 78% -12. 39% 0. 84% =8. 75% -0. 06%
R E A

3.2.2 BEE S RAEMURES RIHPEKERZ RH 5 RS BRI
IR



TARHS R R G RLE SR R 4 2023 455 4 BREMA
THREFISFFNRSARITTENS K R SRHAI 57 HoFe 3 EWN s 2204 77 2 3 25T HE
3.00%
M »f] V!
0.00% J—_tn‘l'd:““w"’“\/ \N\_,\ '/'{..\‘.%“‘" . / My
-3.00% i 1 N i M"'dr‘.‘l - k.l i A
-6.00% |I }'-"w - W/ "'-. ;/»-"J ! ""’q'v--"ﬂn‘/ '-.__‘.a" "J\"\,‘.Ilvr-\.‘
NTRAYY ' ﬂr n L
-9.00% %t I 1 W LA k| W . “,.‘r‘A'ﬂ -
12.00% N \ A NWA A
- . G ! (Wi A M
: AWAT VAN V J
-15.00% W \/ haat ' ’
-18.00% \
21.00% \[ﬂx \
24.00% I NFXMBV“A
-27.00% '
— =] =t — M~ =t [] (V=] u — [=%] ua — [= ] =t -] [~ [xp] = —
] o (=] [54] — — - (] (] ] (=] (=] [} — — — [a] (] (39 [xs]
e T T T T . S S e G A i
S 9 9 = T = 9 9 9 9 9 O O g 5 9 v = = =
[} [t} [t} [} [} [} [vo] [vp] [vp] [1p] [1p] (1] [vr] [vr] £ £ [yo] [v0] [v0] [xp]
(] (o] (o] (o] (o] (o] (o] (] (] (] (] (] (o] (o] (o] (o] (o] o o [
(=] (=] (=] (] (] (] o o o (=] (=] ] (] (] (] (] (=] o o (=]
[t [t [t (o] (o] (o] o o~ o~ [t [t (=] (] (] (o] (o] (o] o o [t
|- TEeRERRAAR IR EREE — TRER R SARIT LSRG E|
THREFEIFFNRS CRITEEN K ZE S RIHA 57 Ho e 3 EW 5 2R a4 77 2 3= 25T HE
3.00% [,
0.00% |122] [M
ol A
! | pey ™ h
3.00% ! e VT Wl .
o | W™ ’/‘\’\" A s 1 I AWy ' .."."‘JI,
-6.00% — A . AL ey
| \J A \
9.00% M /™) oo
12.00% N fuﬁ A
-15.00% PH¢WV1IL V &
-18.00%
21.00% ﬁ ﬂp f
24.00% ] WW¢~N y
97.00%
— =] =t — M~ =t [] (V=] u — [=%] ua — [= ] =t -] [~ [xp] = —
] o (=] [54] — — - (] (] ] (=] (=] [} — — — [a] (] (39 [xs]
e T T T T . S S e G A i
[=] (=] (=] - — — o o o (=] (=] =] (=] (=] (=] (=] — — — -
Aol ol N ey N b b b b ok och b ok ooh b oth b b oh
SEEEHEEEEEEEEEEEEEE 8
|- TEeRERRACE IR EREE — TRERENEACRIT ISR E|
1. AFESHESEFT 2022 F 8 H 1 HAER.
2. WiEEEEFRME, AEEECHNG6 MH. BEAMREIAR, ARENRE/FERES

[ 5% - $ B B $5 8 BR ] AR

3. 3 HAehIEbz
o

§4 BHEARE

4.1 B&2H (RESEIN) fHr

| g | s [EARSRESZ IR IESAL |

Wi

Sepe

o6 It

N N

137



AR LR R HR A AR R4 BT I & 2023 458 4 FFREIRT

EHREN | B | TR

i s . R E S U &V 7 BT
AR TATIFFE 52 ; 2008 FEHIAN AR
ifs, TR R ARG, e

g%im M., 2016 4£9 A 19 F% 4, BF T4
o . o 2022 %8 H 1 - 18 45 Hi A5 H A4 R R VR AT L i S BIE S $ 7%
IS H %ﬁ%ﬁ%ﬁ;mm$8ﬁla£§,
s FEAT TR ERE TR RRBnR & 2N 3 %

RERE&ZM; 20228 H 22 HE
S A TARERE ST R TR & AR SR
BRI,

e 1 AFHAH WS A IR AR 0 H BUARRE &8 B AR A AT IR . IR E AR S 4
BN MR 1 B A H 3T
2+ UEFFML & SCGEMATIE Sy (TG Aol N 53 BRI ARAH SR E o

4. 1. 1 HIRFAER B H = EHIT R R AR E & L8 R E K™ B 1E R
A AR AR I G (02 & 2 E AR AL SR B R B B R BRI 0

4. 2 BE IR E RN A E B E R T EH AR A

AN, AEEEBA AL QEFRRIE L) A RFHEM LRSS, 5
YE P I IR RIAUE , RIS . B3 ST R B S 57, 7242
il AR At B, NS B AR B, EIE RS 0 HFA A 2 1T 8.

4.3 AP HER B

4. 3.1 AP35 EHIBATIE A

NT AR REN, RIS BTN, @ A IR OREAS 5« R it i
VBT, ARRE GESREESE) « GESMREE PSSR P~ B 45 5 B
) L GER ISR NIRRT RIS EEBEIE) « GERRRESEHAR A TR
SR SEN) SEAEM AT NI E, HE T (A FESEHINE) - (REZ SR
GHIME) XA T BRI SRR A TR R T IR O, IR S i
NP ARG AT TS A 22 BE K, AT REAEAE SR . T 28 ik ik e ML ST Mg . AR 4R
I, ARIREIL e RS ORI IR U, AR 2 w0 2 BR A 2% A H6F [F]— ik 236 A [F]5E 2 7 3K (1)
RSP, R T REFIA TR S BHHETERE, ST AT S RUIEFAF
LI, LA o AR 4 5 AR 4 BN\ A B 0 E A3 W L 2 IR R A A 1 i R
7] 58 5y ] 58 SUAE Ty o



AR LR R HR A AR R4 BT I & 2023 458 4 FFREIRT

4.3.2 RER ST AL TS

A SR WA RIS HE L S I AREIN, AAFFAEREHES S50
NIFFEN R H 1858 53 BRASH ( H0 58 5y B AZAIE 7 24 H BRAZ B B%ITE LA 3 T, #5t
HEAH PR H AR R FERTAER HREAZ S, RFBARTIE5 A mt ik .

4. 4 REFINE SR TR NIBED T

TG ITH, BN 4 T, A RIBRE AR mIES, XRIE 10 5. 11 4. 12
JIHlIEN, PMT SE SR T = AN H T M@ S ks, 10 AL 11 A E AR RS K2R
ARTICR, 12 A e B GBI i EOE, HACRI RS, HAEGHE 4 TREA 4 L
M5, IR 11 AR, R RS, —SRiTiats, Wik Sms eI 10
A 11 A HEBFEE S FAT . WORER AN RIE, 5 613G ML AT ARAR X BRI 4 222
FREE 14T, WIS T S R E VLR RSN Rs . Z3 8K, RAIGERF A TSR AT A
WA, A METHE TR ai RS, P MTIERRE, MAastiEmiish. RNERITACY, E
HEIRE P AT AN, HETRE, Sl AR SR P E 2 THE K
MEEIRE) )y, WAVE XL THIE T SES )

AT RIKE, 4 FHEUKTIHEATEL, Wind 42 A Tk 4. 8%, WX S N E K
RUVHRS R TS, ATRIT S, M gER s, 1™, RS ESTILRIAE,
TIAZREESZ 3 TATH R, YR AR R E IR A & S R b B 5™, S U R FFmAL
MR, A B H R S e A5 5 (K R B AT

REBAERIE, 4 FEIRMEBRIZHEN AT LG R A, Rl 242 W R A5 E 3T
W BIACAZ B AN e FrIR T I AR A I, SN 1 AR BT BCEL LE B, RIS T RCR .
7 SR NI REIR B % . R AT S 4R SAE LR R S sV Bl N, 82 HIR AR
T, FEETEA SRR RS A, 55 PRI 2 T AR I E A S A

4.5 MG AE KSR
WE I, K A ENFEINK RN 2. 39%, AKES A A0 2 H TR HEIR 25 26 -2, 30%;
AHe e CIPBUFHEIE ARy 2. 24%, AHE4E C @ik ST L Bk HEl a3 J9-2. 30%,

4. 6 MEHABESRE NBEREE B HE P E 3 A
AT TEMAS I BEA K 2014 4 8 11 8 FZERLI CATF SRR A HE S IB 1A B0
) ST FRE A



TARERS L RR IR S R R i

2023 £ 4 FERE

§6 BHEHEHE

5. 1 IREMRESHTHAHMR

T H

e (o)

139, 238, 575. 60

139, 238, 575. 60

] 5 WA $5 5%

Hrp. figz

B SCRRIESE

R

ERATAE Fh R BT

TR R

Forpre SEWr IR ) SR NGR A el Bt
Fz

BATH MG H AT e a it

20, 647, 755. 58

12.91

HAb 5™

25, 854. 33

0.02

aif

159, 912, 185. 51

100. 00

T T DU TN R R <A

5. 2 MEWRELAT WL KA B ER T L&

SBIE rTZ A S

AT RE

5. 2. 1 MEWRLATV 2 RAEARERRAS

R%.

(v

GRIEsl

~RME G

B R =N nd
%1 (%)

K ML ML b

KA

il il

129, 764, 277. 76

OO || =

R T IR R A A
A4

@/ﬂ\—

R E

iliskr . O AHEEOL

2,712. 15

0.00

A IR Ol

—|lz|lo|T|o

5 R AR
N2

SHEAR S

2,620, 556. 69

1. 64

bl

R4

AH BRI 55 e 55l

2, 363. 00

0. 00

BEABE TR 55

6, 848, 666. 00

4. 30

Z|l=2|C ||

KA PREEAN o L0 B




AR LR R HR A AR R4 BT I & 2023 458 4 FFREIRT

JE R RGS . ABBEAIHAR IR 55

A

PARR A TAE

A AR R R

|22l =il "= vl N e)

= AN
e

aif

139, 238, 575. 60

T H TP TR 2 SO A 3 e B E R L B 2 I AN 5 ST T RER R 2%

5. 2. 2 REBIRBAT WL/ R BB B R A&

To o

5. 3 JIREL A SEMME oy 2 & B 713 E L5 R/ N HEFP O B SR B Bt W 4
5. 3. 1 & BRI A A E G EE B 1$E Bl AR B BT+ B R B B A

e | RERE | BRESK  |(HE B | ARME o | HEESEEERE (%
1 601702 A 22N 482, 400 8, 659, 080. 00 5.43
2 688398 TR 152, 378 4,815, 144. 80 3.02
3 688392 U R 75 49, 004 4,087, 423. 64 2.57
4 002821 Yl 35, 000 4, 063, 500. 00 2.55
5 300661 IR Ay 45, 500 4,049, 955. 00 2. 54
6 688200 AN 29, 717 3, 649, 247. 60 2.29
7 688700 REFHL 59, 696 3, 642, 649. 92 2.29
8 300833 T VEI Ay 36, 200 3, 261, 620. 00 2.05
9 002812 BERAD 56, 947 3,235, 728. 54 2.03
10 300416 ik 175, 500 3, 223, 935. 00 2.02

5. 4 MEREL R @M R GFERAE

AT GAR T IR ARFFA 555

5. 5 A FARIE A SOMHE o S B 715 E L) /N HE R BB T4 B30 4 58 A 4

AFE AR IR ARFFA 555

5. 6 1R & HIRIEA SRME 5 E ST 5 E B NP IR+ B SCRAES B R

k]

I G AR WIRARFFA B SRR TR -

5. T 5 BIRIZ A SOMHE o5 e B 713 E LU RN HERF BB 142 51 & R 3 I 4
ARG WIRARFFA S &R -

5. 8 I H BIRIZ A SOMME o5 F S B 7= E LU RN HRF BB TL 42 BUIE S 3 A 40

2100 3 131



AR LR R HR A AR R4 BT I & 2023 458 4 FFREIRT

ARB G AR AR ARFFABUE.
-9 T IR AT S BB BRI 5232 5 18 L Ui A

- 9. 1 MERIRAE S BB KA S H-F ORI 2 1 41
ARFE A IR RS A BB BE, T 528«

[$)]

ol

ol

.9.2 B ST BRIEMAR K SBRBUR
ARSI, A AIE P IRAR W ST 48t

(9]

10 EREZS TR K E IS 1B 0L U A

()]

.10, 1 A BRI R EBR
ARG AP, ATE 4 A F B B AT 1R

()]

- 10. 2 EFIRAE ST B9 B G B RF SRR 2 B 41
AR I AR R A AT [ BB, IR 588

()]

. 10. 3 & B R BB E O
ARG, A4 A I8 FH R B AT L

()]

11 PRSI HE

5.11. 1 AEGHTHIAT TR IEFHRT EAARPR T HIAKREM DIRFE, K
RGP HAI—FNZBIATF BT ATIHER

AHEH R NRTH AU RRAT ER T, =R RS RA IR 2 =] e s g B AT —4F

W2 BIPRYIRIESF 28 53 BT AL 11

EIRFEENS BT R S5 A B IRDUTE B RREM, BB R AR AT 5 2 BN 10 1) 2 22
Ko

5.11. 2 HEHFMET+ L BMERTE HEE S FME NS IEREE
AR S BB AT A4 BRARRE H 2E < 1 (R LRE 2 A S

5. 11. 3 At B F=H4 B

5 AR & Go)
1 (fFHRIES 20, 057. 43
2 |BWOEFREE K 4,221.31
3 RSB F -
4 YRR -

R b

=



AR LR R HR A AR R4 BT I & 2023 458 4 FFREIRT

5 IS H R 1,575.59
6 ARSIk _
T | HAth _
8 &t 25, 854. 33
5. 11. 4 MG HRFFA A T A BA B T R e 25 B 4
ARBE G AR WIRRFA LT B v 65157
5. 11. 5 MG WK AT+ 42 B B2 P A AE Tt 38 52 PR 1% 1 Ay i B
T
5. 11. 6 F|HAAWE ME AL SRR 2
T
§6 FHRE S HEF)
AL
i H TAR L REREHIR G A TARGHREREHTIRA C
S AT 4 4 AU AT 193, 061, 011. 35 14, 564, 567. 78
5 30T 30 TR) 5 4 s FR 47 298, 609. 43 372, 734. 89
Rk - i 5 A A 1] 35 4 A E [R5 7, 165, 184. 00 681, 415. 65

T T30 1) 2 % o AL Zh B (A AR
UL <= D

e ST A, < 43 B0 A

186, 194, 436. 78

14, 255, 887. 02

T 1 R IR R A A B LR AR

2 0T U U 1) i A DS [ 47 55 AR L A 5T

§7T HREEHNZRABEFRERAFTESH R

7.1 BR&EBAFFEFESHIRIHER

Teo

7.2 BGEHENZHERRERREE LT H N

Teo

§8 MR H RIRH HANE RS B

8. 1 MEMIN BB EFEE SO LFIADIEGET 2058955

Teo

o127 313

=



AR LR R HR A AR R4 BT I & 2023 458 4 FFREIRT

8. 2 MBEEH RRH KM EERFS
.

§9 ZAEMFEZR

9.1 FEXMHFHEF
Lo o IR 2 7 AR LA R W & RAIE SR 5008 2k e 55 5 A AV SO
(TAREGE TR RR S AR R e e S )
3 v (TARHE TR HR & IS B R SR )
(AR TR RrB R & TSR I BT I G R W )
VSRS TR HLIT . B
V BESHRE NS B HLIT . B U
v R N 2 e B NAE R E I AR A A T

[\
v

S
7/

()]

(o)

-3

9. 2 UM R
B NI SR AN RI(ERT .

9.3 &R
PE B AT I S 2R A D BT/ SO ARG, 7 A B IA) A S 3R ST A2 B
4.

THRmMEESEHFRAF
202441 H 19 H

o133 T 3t o13

=



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


