RWCESEAFRIEFRREEE
2023 S£3F 4 EREWRE

20234 12 A 31 H

HEBEN: RETCHESEHGRAE
EETEEN: PERITROERAF
WEXHHER: 202441 A 19H



ARAGC A R MIE TR B R G 2023 S5 4 TR

§1 EERR
B N 2 T SR AR 5 TR R R AR (BT AR 8 SRR S K
JEXEFC AT EUI L R P 5 B R B AT
SR AP EEATIR G E IR A TR AR S ATFME, T 2024 48 1 H 17 B T A
SR S ERIRRRA A WS SN, (EE A AR BITR. R FHMER

B RN -
R
gt

2 AR VIR

RN CAUSEAE F S B R 5T 0 S U B RS F B 4 W 7 (BN R TE RS 4 — e B A
TN ST AMRRIHAREL I BT RS, 58 H A B8 R SR AT A 4 el B A

ARt I & VR R L i,
AREIIE 2023 /£ 10 A 26 H (E&SFEAEME) &% 12 H 31 Hik.

§2 B&7= M
FE 4 TRIFR R G E 5
e T 018637
SN (bW LTI i
HEAHFAERMH 2023410 A 26 H

T SYIAC e < A7 B 40

527, 469, 553. 80 13

BB H br

NI B L B TR AR, AR SR A USRS SR < 5%
PR IR E MR B, R TR ST B ME R SR YR,
NG RBA IR E 1R

et s AFe SR 2 MA T B ELER TR, XA FERISET
o AR, £ IS Y G IE B SR . ST 5 4 T L S
KIEBCE NG (SIS BT B RG4Sk
BT IR YR
I AWIBCE NS, 2. IR E ARG . 3. RJmNC B s .
4. (GG . 5. BT oRmg .

A & e A e Rl %

IS AL 2 A5 I AIE G A G, FLATU RS AN PN 2 KT T B T A
&, RTRER, REHEE.

HEEHEA AR AL G A TR 7]

HEFEAN PERIT B AR AR

3.1 XEM &

§3 L EM SRR ME S ERI




AR B R AU R A 4 2023 56 4 FEEHE

wAz: Nt
ESE- YR =Y N WA (2023 4F 10 H 26 H-2023 4£ 12 A 31 H)
L AR S Bk 2,523, 650. 39
2. A HAFE 3, 465, 247. 06
3. AL 35 22 &y B AS B 0. 0065
4. BRI G 5 P2 1 E 531, 214, 482. 30|
5. MR I 40 B E 1. 0071
L A E SR R RS S AR BN . BB . AR CREA e sk ) 0
AR <3 F G AR A0, AR A 3] © S B 35 n_E A A fe (8 A8 sh il 2
2. TR SN GFe b AN EFEREA NIANW RS R &5 g A, T\ 2 H G S bRt /K722
(SRR TIE &N
3. ARERAEEFT 2023 4 10 A 26 HAE.
3.2 BERERI
3.2. 1 B& MBI REMKEREL SIS B ZEER R R LR
MRS =8
AR | PEE KR | gitbgdt
B Bt T EZER | O—6 @—®
® FRUEZED | HEIRZE RO
HEE®
HItE 44
0.71% 0. 03% 1. 69% 0. 05% -0. 98% -0. 02%
R E S

3.2.2 HESFFEMURES RTHHMEW KRR LI E RS A fE i

TR EEMS FhRE KRS E RV LR EE W R 2R [ 52 EE R XS ELE]
1. 60% //_
1. 40% S
1. 20%
1. 00%
0. 80% /
— s
0. 60% e e
T
0. 40% TN e
e
0. 20% e
J -— T —

0. 00% {=——rt—"

2 8 8 5 - 2 2 @ K 3 8 8 2 -~ 5 & % 5

L T

A

(o] o4 (o] o o4 (o] o4 o (o] [ ] [} (o] [ ] [} (o] o4 o4 (o]

[ =) = =) =) = (=) =) = =) =] [ =) =] [ =) (=) =

(o] o4 (o] o4 o4 (o] o4 (o] (o] o [ ] (o] o [ ] (o] o4 o4 (]

— RE|SEFHSRIDPERKE — RESERSBIHLS R EREE
% 300 3% 10 1T



ARAGC A R MIE TR B R G 2023 S5 4 TR

E: RESHIRF S N: % ISR LLBIAMK T 80%, A4 FrA M43 211
HAE— AN I BUR R B R LU A T2 & 513 E 1 5%. ARSECIHARSEFAENH
(2023 £ 10 A 26 H) &EAMNH, #ERER, 2R,

§4 BEARE

4.1 RG24 (REGLBE/NH)

AL SRR 5 Ak )

WEBE Temnw (mEom| SR B
o BRI 25 W T 4 e
RS A AT R IRIE S

wpo RG] 20 07| e [EREIRATIRE N

wpwm| 261 B KR M A WA 2

KV B S RV A, DU BT
SR IRA TS,

4. 1. 1 BIARFAER B R EHIT RIS R S H N E 43 RN E K™ A iE
WEIAAK, AR R G EIAFEMERL S5 5 B RIS S A H R T DL

4. 2 EENX RGNS E S EERTE R A3

AN, ARGEHNRIE T GEFRTTIE %) MEMARIEEEN. EeaF
FRME, MBS BRUR 5T, e Js Ve B AE RIS 507, B30 T3 2 < 1 0
FEH ANAZE AT

4.3 AP HEF IR

4. 3.1 AR 5 ERPAT R

WEWIN, RESEBHNHEIIT T GEFRRESEEAR AT SRR TEIL) ik
TN ] P30 38 5y il BE (e, 3l RGER N L2507 R AE & A1 P 4% 158 5 A P 3T, 1
DRI E B P B AL S 13 B TR

4.3.2 REZ ST RIIETYH

E N AR R IIATE S AAE R H S AT A -

WEHIN, IrARERHAES 55 AT 50 R B R 58 5 S B B L A8 Sy AR I
ZAEZF 2 H & 5%

4. 4 |EH RS KR RSB R AT
EGHE = FRNEE, WREERGES. 9 ARG PUL 1 50. 2 M5, 1Y

%470 3k 101



ARAGC A R MIE TR B R G 2023 S5 4 TR

FREEHA T, 2009 49.5. 49. 4 F149. [FIS, 3 THRFR S 78 B R AT R4, Al
IS F: AR o ARMIIE LI B TEm Gr T, o @S 55 FE B TE I BUR 1 3R 4§
B SUKE, M ACERIMOL A R bR #E BTk .

i AT . 8 ALK, B 55 ™ SCRABURRGSE & I BOCRE I EEINR,
FOZF AR T SNty G IR B GR AT AT 1L e s iE U R e i, SRR
Gk s . EEEN 12 A4, pmi R ZUEERICT I, R it TR W3 R
HERREIE R, T ERMIE A, SRR AT .

JREASR, BT R AR X RE X . HERZ B JLKR A 50 T RERS A R H,
DX R B P S D) T RE R G JBR PR T A R v [ LEAE R ) 1 2 B M 7= YIRS 8 R )
SR TTHT B AR IS ANEAS B — Bt I At -

MIEARTT R, 57 T R IRAETE— A LU 1A 555

BOR E 2 H IR R R B 20 . AERIINI SR 4, RELFEK, 18 HAT
IO F R R ZIE AW B TR N 22 B EBCR s, (HIERR Y 7 oREES, B2
SRS R, G A0 7 A S R AEAR SR HERAVE BRGS0, A
IS T T

AN, WEAMERAEAF A — AN MR H AT TIALTE — S 20 W i S A %
BB, RRAZEIERE— 2L LTSI UK, X ] Py B £ T B — L8 6 T (R

ST 2023 AFAF FH A2 KR e 405 [ B — A SEBUR I KT, R TR A s A . R,
HI T 20 R ER KPR R i s T SE R 2L, RIS it i ah M AR 35 ok R HE ok

GG HATL T@ W, RIS GRS, BPaT ARALA 2 K. 6% 5
Pk, SN FEBETRIRG M. FAESROTERUE, THRITECREEh M A Bt bRt A7 R &
TEEE, PR AFIZRGUE N 55T, RIEEITE T2

4.5 MEBNEES KGRI
BB ARG RIS HFEN 1. 0071 Jo; AP BIZE S A EIEKF N 0. 71%, M5
E e FEUE IR 25 A 1. 69%.

4. 6 WEHINEEFE NBRE SR HEE Y
ARG I, AEEEEBNRIET (AT SFERIEF R SIS e BEINE) BN+ %K
Mg BN, AR HIERTER.

§6 WAAGMT

o500 3101



ARAGC A R MIE TR B R G 2023 S5 4 TR

5. 1 REMRESEH~HEHNR

P HH S (GE) ol 35 4 R BT 1 Ll
(%)
1| BLER#EE - -
Hr: E - -
FeH% - -
] 5 WSt 2 5 % 465, 626, 864. 66 87.61
Hrp: iz 465, 626, 864. 66 87.61
e FFIESF - -
DRl L iy - -
SRbATAE I - -
SENIREE Gl et 50, 104, 794. 50 9.43
o SR 1 S N IR 5 4 i % i B
F
AT A H A& At 15, 739, 597. 04 2. 96
Hoptr 5t 4,153. 25 0. 00
it 531, 475, 409. 45 100. 00

5. 2 MEHIRIBAT WA R B ER R AS

5. 2. 1 REHIREATW O RKBABRER T HS
AEE G AR IRARFFA B

5. 2. 2 MEMRBATW A ROBRERERERRAE
AT AR AR RAT P8 BB B BB

5. 3 FIRIEA SOMHE & EEH = E LB/ HEF R B E R R A

5. 3. 1 REHIRIEA FRME 5 E - H 7= LB MR R RT 42 R B 9 40
AF G AR AR ARG R

5.4 EMREFASF R TRORERTAS

s fie 5 A ARME o i A T B R o)
1 EEEies 423, 737, 400. 18 79.77
2 JAT AR - -
3 SR 41, 889, 464. 48 7.89
Horp: BURMESRM 41, 889, 464. 48 7.89
4 ki 5 - -
5 i Ml 3 R % - -
6 A A - -
7 AR (AT AZ #afii) - -
8 [ A7 5 - -




ARAGC A R MIE TR B R G 2023 S5 4 TR

9

HAth

10

it

465, 626, 864. 66

87.65

5. 5 MEHIRIE A A G 2 & ™3 E LR/ M HEF BT T4 B B R B 40

e | GiEARE | ks |[BE G | ARME Oo) | HEEEFREE] (%)
1 230016 |23 S EM: 16| 1,600,000 160, 834, 098. 36 30. 28
2 220012 |22 B S E M 12| 1,000,000 102, 952, 732. 24 19. 38
3 239966 | 23 WL E f 66 700, 000 69, 539, 561. 54 13. 09
4 230018 |23 B¢ S E 5t 18 600, 000 60, 254, 021. 74 11. 34
5 230205 23 [EFF 05 400, 000 41, 889, 464. 48 7.89

()]

Gk
AT AR AR R AT B SCRFIE SR

4

AR GAMEHIRARFFA L& R/

()]

AIE G AR IRAR ARG

et

[$)]

9. 1 AEAE B F B BUR

9 G HIRAZ & BB A E GB35 15 00 Ui B

AT AR IR AR R AT [ £ 0

()]

. 9. 2 B FHIRA RSB F ) B FU R S M5 2 B 40

AT AR AR R AT [ 6

[$)]

- 9. 3 A E R A S BB PP

AT AR IR AR R AT [ 02

5. 10 BEASWEME

. 6 EWIRIE A SME GBS T8 IR/ HEF I ET 4 B SCRRIESF B R

T REHIRIEA FONE GRS #E LB AT A St &R IR R B4

- 8 MERIRIE A SO E 5 BE T 3E E i K/ N HE R OB L A3 BUIE R 3 A 48

5.10. 1 AE SR H KB IEHF K RAT EEAHRE HIBEERITLRAE, K
R G Hl—FEARBIATTER . LTREE

ARSI BB BT+ A4 UESR (0 RAT AR A B H 8 BT 5L
WP ATFEDT. AT DL

SR A AR AR T 20 1) H AT — 4R



ARAGC A R MIE TR B R G 2023 S5 4 TR

5.10. 2 EEHF MR +HBRERTE N EE S FME R &L FEE
ARF GAIR A AR ARFF A B

5. 10. 3 HARBE =1
75 R & (o)

17 R IUES: 3,793.31
IS YSCIIE 577 B K -
INAidivel -
AR S, -
AT FR K 359. 94
HoAth R -
FHofth -
it 4,153.25

5. 10. 4 B RRFFA KA T 52 B i vl e 4 55 A 41
A A SR R AT A T4 IR T A 2

O (N[O |1k W ||+~

5. 10. 5 RE WA+ B A7 1L I8 52 BR 1 0 ) Ut B
AT G A IR AT 44 I 5 ep AR LIRS IR L

§6 FFIHE &0 RS
AL fy

S eAEA R H (2023 4 10 H 26 H)
R A AU

4 TR AR R H T E R B R 2 4
ok FF W3 00

s B4 [A) AR 0 i 2 i o AR A
< S 1] 47

G A TR AR A H i R A R 3 4
5 0 s E (o asb L “= 51D
i 5 AR 5 A0 AL 527, 469, 553. 80|

TE: SRS R e B NAR A S TR Rl 4 5 e 5 A

550, 212, 892. 15

127, 262, 521. 36

150, 005, 859. 71

§T HEEHANZHERRERREESHR

7.1 B&EEARFEERREESHTRNIER
BWEAFER, EEEHANLIEHEAREREAEERHEL.

1.2 ZR&EBENZHBERRERR AR 5 AH

%8

pes

10 7T



ARAGC A R MIE TR B R G 2023 S5 4 TR

WEAFTR, REEHANLIBNEA TSR EAEETHEL.

§8 B R E RN HMBEERFR

8. 1 REMNE—BREFRFAESHBMLHIE R BRI 2068155

T A R 2 R TR G L

WA RFAR SR

HEES
By
prag: e
#BL 20%
(PRI [R] [X
[

LR
Hr

30 Obk ok R S5
hur/
Jm

FH
(Gl

FA A

T8 L
(%)

2023-10-
26 &
2023-12-
31

149, 999, 000. 00

149, 999, 000. 00

28. 44

2023-12-
20 &
2023-12-

L 28

100, 003, 500. 00

100, 003, 500. 00

18. 96

] 2023-10-
26 &
2023-12—

31

150, 005, 750. 00

150, 005, 750. 00

28. 44

2023-10-
26 &
2023-12-
19

229, 496, 012. 32

150, 005, 750. 00

79, 490, 262. 32

15. 07

7 AR R

AT O BB T IR ) BUA B BB I A I B AU 20%, TN B AERBE AR &

I T R T I DT U
(D Tk [m] 17 2 917020 XU

BB O HGE (BN 5 figh A AN I i B URE (B (K 2, 20 A ELURR BT, rh /NS08 2 T RE T
/I [ R 355 T 75 242 [ B A5 50  SEE $90 7 B B 2 AR ) XL

(=) TR E IR B

B PR RN (I, R BN AT I I P KR AR I, 2o R e B e AR H

ARE KAL) 9% AN FE G 0877 B A E R A B & LN (i L RHD SR,

] RE 2 I8 AR G B LI B

(=) FEEHBT Hbn i B XS

BB R ], AR AT RES

ORI 5 W AERIE T, TS5 S S BB H R Ar 7 — € AN E 1

(V0D e & RIS A2 1L A XS

#P

BUESHBERAAD, He e R i In SR RAT M 67 25

=
pes

=



ARAGC A R MIE TR B R G 2023 S5 4 TR

B P B AR (M5 P e 3 B e B L N, ANRET AR AR AR, B H T I AR A
EEFNAELIERE G, HHE SN .

8.2 B EE YR M EEGER
T

§9 ZFEXMFAZR

9.1 FEXHHE=R
Lo o IR M 2 v TV AR 3 < SR 1) ST A
2. (RWICHGEGFIIEFREERERESEH)

3. CRAMCH G GAANEABR S REEFEEHID |

4y FEAEI LS EARHE. EALUR

5. FEEFLE NV 55 TR LA ATE L HUR & BN

6. ARG I A FFHE R IS A %5
9. 2 I

S SAFICT A TN A hE: FE (R [R5 R XA 9 5 50 2.
9.3 &R

P T BB S A TN T A ik 2 3t 6 B A D 4% A S0, TE SO ARG, R E AT
£ PRI [B) Y BUAS & 2 SO B I BUR B A

RBITCHEESEHARAA
20241 H19H

1070 £ 107



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的国债期货交易情况说明
	5.10 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


