THRmERNARGEESSRERE S
2024 4E55 1 EEME

2024 £ 3 A 31 H

EE&EHEAN: LREEESEHEARAA
EETEN: PERMESROERAF
WMEZHHB: 202444 A 22 H



T ARF {E HAIAR & RIE S SR B i 2024 S5 1 TR,

§1 HER

FEE AR E RS LEFORIUEARMR S I BRI BIC . RSP IERE B E 8N,
FExF H N A E S HERA VAN 58 B MR AN ) S DA

FEIE N EHTIE B A IR A FIRIEAR G S FME, T 2024 4 7 I8 HEZ TA
A P AR HERIIANR B A SRS SF AR, REERNEAFAERBICE . RS
IR B H OB .

B R U LLCSEAE L SR 51 00 SR ) AE B AN 8 927, (EANRAIE R 5 — 8 R o

F G STF AR AR A AR, 58 AR H 50 R SRR A2 B 1 A

H A SR IS

PNl N2y
AIAAERAE 20244 1 H 1 HEEZE 3 H 31 Hik.

§2 & 7= I
Fe & TR TARSRATFNR &
FH 4 TG 001722
HeiE e RLTTF R
HEEFRERH 2016 £ 12 A 29 H

07 IR S <5 A 0

271, 846, 458. 08 1y

BB H AR

FE TR P USROS B P s P (K 2tk -, B B e &, 7
SR & 50 (M AR H M

BB RS

AT Gt AR R T U T A SN R ER T I 3R B AR Ak, AR 0 s K%
E N EMAETHEATSS . BMATFTBERARA . IEZF s Tk
SERERFIRATTT, ABHEF TN G, 25817 eR
NFPHEVER AR BT, ZRE PR B 2R B A XU 2 7K T
FEFE I3 I E IS I BA SR 0 A (K 2tk =, 3L “ 8 Bk
RIBE = HC B & B A RS, A2k B AR 2 R AIE SR BT
B el kP BRI SRR BCE L] AT M AT
SR, SN e W SR B B, A2 TR S 4 Y
AR R KA, AT 2R R AN R T3 IR DL e 57 (A
R ARG “H B 5 “B R E” S0
IR ITEIAT R . R B AAEAT ML A B 2R b, 1B 3%
REE e E R E. WEILR . BAT A RpEL Al s pr
EBARA R BT A RIBEE, LE B AT AT P 355t
ARSI E B RO BRI T SECE . 2 7 S5 ARBL P
PG R R I S AL A I SE IR

b £ H B i

30% X PR 300 FEHO A+ TO%X LR A E CEED ¥k

24 2
I <> o

%20 3k 123




AR SRR A TR R B

2024 FEH 1 BERE

R 66 5 25 R AE KIS IRET R4S, FUPRRS ARG K T TR SR R4,
FHEAES 5 TnES.
LT TARBRS S A T R A F
AL A [ HR I 5 A A4 PR A 7
§3 FEME I MESIFERI
3.1 XEM &
Hfre ARG

E B SRR

WEM (2024 4E 1 H 1 H-2024 423 H 31 HD

L AW C i

2,127, 555. 16

2. A HFIE

14, 542, 514. 08

3. DA H2E & WA A

0. 0537

4. BRI %= il

417, 081, 092. 51

5. BAAR RS A E 1.534
1. ERESWSHRFRAEIE R NNWEA 5 & &R, N3 G BRI g KT

T HoET

2+ AHICSEHGEE AR RS AR . $BTIRaE

3. FrEEBULRIIRE WR)E—H, EiRizHE®R

v HARYEN OANE A Fe i E AR B )
FHBRAH IR B AT FHORAE 193 25 ) (R AR A0 A IR DA 3 CLse BRI 2 in A 2 Fe i A2 sl i

NITRHBAZ Z T 5 H o

3.2 & HERN
3. 2. 1 EE MBI EH KR RS FHL S B s R A LB
‘ Mk G b e
FHEEKER | EG KR | SRt -
B B - T 25 R R O6) @—@
® MHEEQ | HRZEEO ‘
HEZ®
HE=1MH 3. 58% 0. 58% 2. 39% 0. 30% 1. 19% 0. 28%
T EARMNH -0. 97% 0. 50% 1. 20% 0. 27% -2. 17% 0. 23%
TE—4F 0. 66% 0. 49% 0. 13% 0. 26% 0. 53% 0. 23%
HE=F 10. 60% 0. 58% -0. 02% 0. 32% 10. 62% 0. 26%
PR T 35. 15% 0.51% 14. 93% 0. 35% 20. 22% 0. 16%
H3E4 A
53. 40% 0. 44% 29. 97% 0. 34% 23. 43% 0. 10%
ARG R4

3. 2.2 BEE S RAEMURES RIHPEKERZ RE 5 RS BRI

%3l gk 123




AR SRR A TR R B

2024 S5 | HREEAR A

R R
TARBANFNR & Rt EE 35 E L 57 b ek s 2204 5 st FE 20T H R

63.00%
56.00%
49.00%
42.00%
35.00%
28.00%
21.00%
14.00%

7.00%

0.00%

V AREREE

L4
e
2
e _

J P‘.’ o J“ufd'ra.,.wp Wy

MMW w%wﬁﬁwwmﬁ

oV ol
.‘mf el

A s
‘I'"‘Tr" Wﬂf

2016-12-29
2017-05-17

2018-02-19
2018-07-08
2018-11-24
20190412
2020-06-02
2020-10-19

2021-07-24
2023-06-19
2023-11-05
2024-03-31

|- TRERELS

i
=+

$t 20200115

-

|2

=R E

W

H
F=
P

= | 2021-03-07

T

= |2021-12-10
i

= 09-
E"l 2022-09-14
hil 2023-01-31

o
S
S
i | 2022-04-28

0

I 5% $ B Rl B $ B BR A R

[AF 2016 4 12 A 29 HAM.
2. IR ERME, ARGECHIN6 M. BHERRSE

R, ARERIREFERERES

3. 3 HAhfatz
i
§4 BEEARE
4.1 BGZH (RESLIH/NH)
A G I & MR | A% Mol )
12 i
BE W Tiemem [wEam| R o
BEHE . SR R Sk R AR
B, BASTES RN TN 2018 4F
INTHES, BUEFEE SR o
A DRl . B, 2019 4E9 H 16
e El, JUETHUR AR AR
v IR AIES RIS S, 2020
%im;mgg . - 94 FE6 A 1L HES, ETHEIEHRAF
ﬁ%ﬁA e iﬁ#&ﬁﬁAﬁA%@ 2021 4
e 2 A 25 HES, T LA ER R
- TS5 B VR e 2T, 2021 4 8
10 H2 2023 45 3 H 29 H, E4E T4 %
5T G TR O RS e o I 0T
2021 %9 H 13 H&E 2023 £ 3 A 29




T ARF {E HAIAR & RIE S SR B i 2024 S5 1 TR,

3

H, $4F TG R ER A SRR 5
4 A sA g

L ARHRE IO 3 A R A28 AR, S B AN R (AR I 0] B FU O AR i
BN A i (0 B 3
2+ MEFFMVRIE SCEMATIE Sy (GRS Mol N G2 BRI ) AAH SRR E

=)

}

4. 1. 1 BARSRAER B 5= B E TR A B & 2 3 R I B A7 i T L
AR SR A e ) 2 T A A 518 7 BRI M B A 1 0L

4. 2 BE ARG AL E S EREMTEH 03 A

AARE AN, AEEEHNRALIE QEF RIS SARFREMAEE SR, 15
VE B I SR IRUE , IRIRISEE . B ST R B S 57, 24
il RSz (R 2y b, O A A AN VER R RIRE TP S 0 B A AR 1T 9 o

4.3 PR G EF B

4. 3. 1 AP 5 ERHATENR

HTATREFERIAN, G R IIRNFIRS, B BN IE Y6l 5 2% %
BT, ATRE GEFREESE) « GERMREE PSSR P8 B2 B
Y L GERMRAENRSER G BT « GERBRESEHA T AT
SHIBEG SRR SR A T NS, BIET (A PRAEHING « (REZ S
GHINEY , A TR ELE BB A TR A5 T IR RO, FEE N SR it
IR0 PR O TS A 25 B, T REAEAEAR B« 2 0 5 B MR WA T W 1 . AR
T, RIS IR ARSI, A2 FRH A R % LT IRl —iF 35 H R 28 5 R
HESERAL, WRATREHIATRABIGEITERNE, ST APRS: RHIEHEARE
LRI, ELACHE G AR B 4 b5 AR e B0 B 0 10 H A 0 L 2 1 o % A V8 1 )
1152 5 A8 XAE 5 o

4.3.2 REZHIT AT A

AEEE ARG AR BITEZ S HEL . A& N, AAn iR aH1a2 50585
A TFBEN R F R 1005 5 AT 0 () B30 A8 S B i 2 24 R B S0 1 . #E#e
S £ 20 T TR B A O S SR T R AR R LR RIS S, R RO P58 5 IR 2 i o

4. 4 ME BN ES B KB MIBED
R TE, 2024 4F 1-2 A WA FEEEATMEF, 3 7 PMI TN, X623 40 i 4

o573 127



T ARF {E HAIAR & RIE S SR B i 2024 S5 1 TR,

g R AR R, TP O RAAREL R T BN, AR R R R
PESE, TG IERE tA FTR T . P RIS, (G 9 AR 5 = & 15
MELIELRRE R, MEBETE, R T B SE R SN . 471, S EEK
HINIEA AT, H A AR ERA5E L (7 A, R BB K 2% H AR,
Ik H AT SE A AT TR AR R 3 k. AT T5BP, AR BT MR ARR RS, 358l i
Rif, EEEHHEHMPEREEAEM.

—FENETHREES . 2024 F—IFE, B TREFX TREHI TR0, 7
MRS FERE R ITRSIVE 8, T KR R k. Mi)s it gdE s, Mas&moR,
Byt R 4 B S TR T, U AT 52 B e el (K /N R SO IR S, T AT T R Bl R
R IR TS BRI AR RIEE . 2ZERE, KMEIIF T/, MrE. e R ERI T
e TR, AT KL BERERIBLF, A BT WRENEIER. Grmiar
M, ZAEFGERRB. FEY LRGBS 59 T W KERCEM KA, Wiz N T
2, s R ARSI L. HAT BN TR R, BT, EARITH GRS .

— BRSO AT E, EE ST BT AL B B i, &
T ARE . FIIRRCR RS . AT G AMAGEREE RS RKST,  [RI X FE SRR 4k 21k
(R R
4.5 RE AN ESH SR

AN, AFESIER KRN 3. 58%, hgi LRI R N 2. 39%.

4. 6 MEWINEERFE ANBRE ST ETE R
AFEGAEAR S WIN B il Sz 2014 4 8 A 8 HARK (CATFSFRIEFF R TR G is (R B 7
) VAR HUE AR

§5 BmAEME
5. 1 ERIRESEEHEBMN
o U 5 FE & BRI EL
s T H S (T (j/ )
0
1| Baafs 125, 490, 115. 10 25. 26
Hor, BREE 125, 490, 115. 10 25. 26
2 | e - -
3| [ B 357, 248, 902. 27 71. 90,
Hp, iz 357, 248, 902. 27 71. 90,
HrE S FRHIE S - -

6

I

e28

12 7



AR SRR A TR R B

2024 S5 | HREEAR A

4 | REEER - -
5 | SRlfiTAE B - -
SENIR %%Eﬁﬁ 1, 600, 000. 00 0. 32
o S ] g 1 S Nk B 4 i %
- _ _
WATER NG F 8T &A1 11, 022, 072. 93 2.22
HoAh Bt /= 1, 524, 583. 55 0.31
At 496, 885, 673. 85 100. 00|
e H T DU NI D DR 00 oy 4 e B 7 1) LA 43 T2 R A E T RE A R 2
5. 2 |MEMRIATIW R ERTAS
5.2. 1 |EMAREAT W R BE AN R ERTHE
o NER) ARAME Go) %fﬁ’; f’ﬁtb
ARG R B vk 1, 475, 730. 00 0.35
B [REM 13, 044, 892. 00 3.13
C [Hli&k 70, 775, 145. 74 16. 97
D M. BT R SOKAE A
A4 18,913, 871. 29 4.53
E - [EF - -
Foo e mEeEl _ _
G prdEEshn. CaEF el 2,573, 732. 65 0. 62
H  fEmEmEgol - -
I (GRS, BAMERRARS
N4 72, 041. 65 0. 02
T &Rk 2,598, 107. 00 0. 62
K |FHu=E 5,078, 316. 00 1.22
L [FEGEFIR 55 iR 55l 7,506, 736. 56 1. 80
Mo RFERF TR AR AR 5 3,451, 542. 21 0. 83
N KRB BRETRI A Lot FH - -
0 |ERMRE . EEFHADR S - -
P BB - -
Q | PAEMESTIAE - -
R 30 B AL R - -
S |GE - -
it 125, 490, 115. 10 30. 09

T TP ISR 2 SO E b2 e B A R L B 2 I AN S ST T REAT R

5. 2. 2 WEWIARBAT W/ ROB BB R MER TS

Teo




T ARF {E HAIAR & RIE S SR B i 2024 S5 1 TR,

5. 3 JIARAR A FEMME oy 2 3715+ E L5 R/ N HEFR B B R B B B 4
5. 3. 1 IR &G WIRIEA FOMHE 5 S 37 18 LB KD HEF BT RT 8 B R B R B 4

e | REAR | REAK |(HE R | AntME Ot | HEETESREE] (9
1 600900 KA H g 195, 363 4, 870, 399. 59 1.17
2 000807 pagis)iva 351, 600 4, 852, 080. 00 1.16
3 000933 PRy 238, 966 4,755, 423. 40 1. 14
4 600489 HE e 350, 000 4,623, 500. 00 1. 11
5 002027 PPN 679, 100 4,427, 732.00 1. 06
6 000858 T AR W 27, 600 4, 236, 876. 00 1.02
7 600132 5NN 62, 700 4,042, 269. 00 0.97
8 002028 RS 66, 700 3, 978, 655. 00 0. 95
9 600011 HeRe [ b 390, 500 3, 662, 890. 00 0.88
10 000975 WREE 194, 700 3,522, 123. 00 0. 84
5. 4 WM& RIZBF MR HFRELE
FFa i 75 b il ARME o IR A B I L] (%)
1 X fii 77 21, 460, 777. 29 5.15
2 AT AR - -
3 GRS - -
Horp: BURME SR - -
4 R Abiez - -
5 Al A R B 5 - -
6 O - -
7 Al (A2 i) 335, 788, 124. 98 80. 51
8 [] AT - -
9 oAt - -
10 it 357, 248, 902. 27 85. 65

TE: TP TSR 2 SO E 2 e B i E N LU B 2 I AN 5 ST T REAT R

5. 5 A FARIE A SOMHE o S B 715 E L) /N HE R B0 T4 f 30 458 A 4

e | AR | e ($E 6B | ARME Go) | HEESESAERE RG] (%)
1 113052 PV FEfR 383, 000 39, 900, 257. 95 9.57
2 113021 rb (2 i 340, 360 39, 299, 830. 59 9. 42
3 113050 R 304, 900 34, 747, 907. 62 8.33
4 113056 AR 281, 720 29, 479, 103. 62 7.07
5 110079 PR 5t 229, 320 25, 605, 387. 43 6. 14

5. 6 & BIRIE A A G E ST =1 E LB KD HEF BT 48 B P SCRREF B

k]
AFE G AR WIRARFFA B SRR TR -

98Ul Hk 121



T ARF {E HAIAR & RIE S SR B i 2024 S5 1 TR,

5. T A FIRIZ A SMHE o e T 73 H H I R/ HERF BB T4 St e R B A
AEEERREMARRITE TR

5. 8 A FARIZ A SOMHE o 2 B 7198 L K/ HERR TR FL A2 BUIE 3 3 B 40
AT AR WA RIF A BGLE.

5. 9 MEMRAZE ST R KIS BT 5 18 It Ui A

5.9. 1 W EFIRAT S BRI B Rr oM B8 20 B 4
AFE AR WARFAT AR G 3, th e it -

5.9.2 AR SHB I B B HBUR
ARG N, AT ARSI BRI BT T 5

5. 10 M H HIR A S BB B9 H G 3 5% B v A

5.10. 1 A3 E A R HR BUR
ARG AP, AT 4 A FH B A 1R AT 1

5. 10. 2 R EHIR A S B 19 B GUH B Ry @Rt 21 B 40
AR I AR AR AR AT [ BT B4R, TR 542

5. 10. 3 A3 B R BRI
AW, AR E GO T

5. 11 BHEHAESREME

5.11. 1 ABESEFF+BIEFHIRIT ERARRT HIME I EMITLRAE, B
ERERE HA—FARIIATETR. LTTHER

ARHE ARG BT T A UE SR I RAT AR, DOl ARAT IR 3 PR A 7 26 485 bl F i — 4 P9 1 52
M7 UE R IRAR T e AT RO T B A RS i AT — 4R W 2O . R S
P BRI T R T R A R R o ) LT — 4 P9 2 B M R 4 B s
PRARAT IR0 47 B2 ) 26 455 il 1 T — 4 1Ay 5 52 90 (R 50 o M 5 R R e LA O A T 5 UMM ERAT It
3 W FFERR S ) BT — 4270 4 R BT RIS . R SR R IR A 5T YL
ST M AT IR 7 PR 026 4055 il 1 AT — 4 P9 2 2 30 7 B AR ) 9 4 7

LA LA (K 55 AN E IR GUE KR, B RS TURE A 45 2 G T i ] P
K.



T ARF {E HAIAR & RIE S SR B i 2024 S5 1 TR,

5.11. 2 ZEHFWE+ LR R TE HEE & M KL E
ARFE BB BT AT+ A4 BEER AR Hh 2 e 1 [RDARE PR 8 S B 52

5. 11. 3 FHAth B F=H4 Bk
F5 L F &8 o)

17 H AR UES: 89, 850. 60
ESCIEF7 T K 1, 433, 640. 10
IDAdiel -
AR IS, -
JREYAT R I 3 1, 092. 85
Fop SR -
HAth -
it 1, 524, 583. 55

5. 11. 4 |EWIRFFA B4 TR BOA K AT RS 57 2

>

RO || |O1 W ||~

s gz G fiiFF 2 PR ARME (o) i B4 U PR IE B (%)
1 113052 2ol e fiit 39, 900, 257. 95 9.57
2 113021 HhE Ao 39, 299, 830. 59 9. 42
3 113050 R R fiit 34, 747, 907. 62 8.33
4 113056 AR 29, 479, 103. 62 7.07
5 110079 AR 5t 25, 605, 387. 43 6. 14
6 127032 TMT I fit 23, 940, 493. 94 5. 74
7 113037 A 22,001, 459. 31 5.28
8 132020 19 ¥ 2 EB 21, 194, 801. 35 5. 08
9 113062 R Ao 20, 804, 443. 83 4. 99
10 132018 G =l EB1 13, 081, 028. 01 3. 14
11 113516 PR fiit 13, 009, 784. 06 3.12
12 128129 AR 12, 327, 569. 80 2. 96
13 127089 B R 5 7, 390, 098. 05 1.77
14 113065 F b fif 6, 338, 870. 14 1.52
15 113054 4B A 5,425, 473. 42 1. 30
16 118022 BB o7 4,994, 740. 30 1.20
17 110087 Tk £t 3, 880, 392. 08 0.93
18 110067 Moz e fif 3, 200, 372. 89 0. 77
19 113055 AR fiit 2,670, 743. 55 0. 64
20 113059 S it 2,535, 279. 04 0.61
21 113043 vt 18 % fit 2,110, 926. 88 0.51
22 127061 ES L 1,849, 161. 12 0. 44

T RS WIRRFA AL T8 BOYI A AT # 4 fo AR] A2 M i o7 W4

5. 11. 5 & BAARHT 14 B R P AAAE LB S R L B i B

ZBO10 0 3 127



AR SRR A TR R B

2024 FEH 1 BERE

Too

5. 11. 6 BH H A& E MHE R FHALSCF R I o
o

§6 T E S0 AR B

AL A

7 U5 < L

271, 230, 618. 55

I 75 S ) 2 <o B 47 0

12, 953, 845. 37

el ST 0 A < B ] 3 0

12, 338, 005. 84

75 91300 85 < 5 0 AR SR A (A7 AR
/l\u “_» iaﬁu)

T RS UL 0

271, 846, 458. 08

TEe 1 ARSI G R A USRI R
2 5T SO ST 1) 58 < S 47 0 5 e A8 47 0

§7 HEEHNZHERRERREESH R

7.1 BREEEAFHEE SN HR
o

7.2 BREEHNEZRABARERRARERERT 5 A
o

§8 HIMBHEH RFEH HMBEERRE R

8. 1 MEMINE—BREBEFEES M LFIABIEGET 20%8F 5
o

8. 2 MBI E R KM EEE R
o

§9 ZEMFHEF

9.1 EBEXHEZ

Lo o IR M 2 v 7 R B {5 ER AN A Vi 5 TR IE 23 % B i < B 4 PR IR RV S A

o0

2. (TAREE AR SRR IR R SRS )

% 1100 3t 12T



T ARF {E HAIAR & RIE S SR B i 2024 S5 1 TR,

w
v

(LA 5 BRANRNR & BIE I
(LA S5 BRANRNR & BIE T
v SRS S B HLIE . B
v FESFRE NS BT B U

PRk

=~
4

PRk

1
=5
i
==
=
%

(o)

-3

v T II N 2E eE BENAERIE I R A T A T

9. 2 FEHCHE &
4T NS AT .

9.3 M
P ORI R B A I . BRI YRS TS, 76 A BRI A Py B b Se R L Ep
%,

THRmMEREEEARAA
2024 £ 4 B 22 H

o120 312

=



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


