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(2023.07.31-2023.08.04)

T AR

W 202347 H 31 H-8 A 4 B, £ITNFTIHF/EEE WL
350 1z, # =R R 3410 /2T, 5234 = % 2880 12T, A B
5 A 350 12 T E g B 2,

RPTH:

B HZEB8A4H, RITHELSFHREHFEE T A 28 B -
34.31BP % 1.28%, /47 X & WAor-FH %45 7 A 28 B L -
31.20BP £ 1.31%; #a#iA1F 5@, [a& shibor. 1 /& shibor. 2
Jd shibor. 1 AN A shibor 4 %1% 1.1410%. 1. 6400%. 1. 6660%.
2.0040%, %27 A 28 H 4 #|% $)-33. 20BP, —18. 60BP. -35. 20BP,
-6.20BP; T HIAEF @, 3 /A shibor. 6 A shibor., 9 /A
shibor.1 4 shibor % %] % 2.0850%. 2. 1870%. 2. 2710%. 2. 3250%,
#7 A 28 B4 %% 3)-1.30BP, —1.20BP, —0.90BP. —1.20BP,

BT %

B HRES8A4RB, 1AMNAM. SAAH. 6/ NAH. 154, 3
. 5540, 10 549, 30 SFHERBAILE F 5 A A 1. 4492%,
1.5472%. 1.7656%. 1.7511%. 2.2376%. 2.4280%. 2.6469%.
2.9927%, %7 A 28 B 45 %% $-10.52BP. —5. 79BP, -7. 93BP,
-6. 70BP, -0.72BP, -1.30BP, -0. 64BP, -1.34BP,

INETF .

B HZE8 A48, ELLARTFEME 7 A 28 H L47 80BP £
7.1418; £ TAAR TEP AL F4 7 A 28 A L47 157BP £ 7. 1802,
b 4% 384BP; E L E AARTEIACEE 7 A 28 B EAT
349BP % 7.1883, #iix /7 BPARC %3 81BP,

DATIR: A

FAEP : S1330514080001

Bx A BR4A: xuw@hxzb.cn
BA@wE: 028-86199181

— AT %@ m (2023.07.31 —
2023.08.04)

2023.08.04
R A A R (2023.07.24-
2023.07.28)

2023.07.31
— AT % am  (2023.07.24 —
2023.07.28)

2023.07.28
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INFFT B IEAE, 202357 A 31 B-8 A 4 B, FITNTF T 5 R F E I HK
350 1z 7T, 1% E| 1 3410 1L 7T, 55 A% B % 2880 12T, AJE#it+H4H 350 12 T =
W 2 H

B 1 RATAFFHEAERENIL (L)
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W T G oy T TR E T % ARk

FH AR Wind, FFR3E. B IERGF T LEIN

ROTHARE8 A 4B, AT A B L J5 4 Ao i -3 4] 45 7 F 28 B K 5-34. 31BP
£ 1.28%, AT XA ¥ A F47 F 28 B £ 5)-31.20BP £ 1. 31%; EHRFI 27
&, (27 shibor. 1 & shibor.2 J& shibor.1 /A shibor £ %% 1.1410%. 1. 6400%.
1. 6660%. 2.0040%, 2 7 A 28 B 4 #|% -33. 20BP, —18. 60BP. —35. 20BP. —6. 20BP;
R EFT®, 3 4H shibor. 6 A~A shibor. 9 /A~ H shibor. 1 % shibor 5 #
2.0850%, 2.1870%., 2.2710%. 2.3250%, %t 7 A 28 B % #|%Z #-1. 30BP. -1.20BP. -
0. 90BP, -1.20BP,

B 2: BATREAACEAFEASE (%)

6.00

5.00

4.00

3.00

2.00

1.00

0.00

%
°
%o
%
‘o
%
o,
o
2
%
23
07

) > A \ » ™
1 Q“b"\/ ,\,0"\/ '\/'VN 6\5\/ 4 Qb"\/ Q"o"\/ ,\9'

> 3 ’\9' d ’1/\’/ ’W/'y ’\y d
S TS S

<0

"3 N
DD
[N\~
o>
>

R N
i)

ﬁ/b(
S
RS
>

N
o
D

$ g
VR
DD

i)
%,
2
2
2

D7 A DY

— SRAT 1) [B) e My A e AT 2 A F — SRAT I R A7 K W A AT 3 A

FA R R Wind, EAZIERFF 50 KB
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B 3: 4888 shibor &A% (%) B 4: +# shibor A% (%)
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BRI Wind, EAZiEKHF 50 L3 FHERR: Wind, RAZIERT R KR

EfT%. REB8H 4B, 1 NAM. IMAM. 6 MAH. 154, 3FH. 5F
4. 10 SF 2. 30 F A0 B 2| AL B R 5 5 A 1. 4492%. 1. 5472%. 1. 7656% 1. 7511%.
2.2376%, 2.4280%. 2.6469%. 2.9927%, % 7 A 28 H 4% %% 3-10.52BP, 5. 79BP,
-7.93BP. —6. 70BP. —0.72BP. —1.30BP. —0. 64BP. —1. 34BP,

B 5: BHERAMKEEALAS (%) B 6: KMBAMIMUBEELY (%)
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FA R : Wind, EAZIERH 50 KN TA R R : Wind, EAZIERH 50K &N

SFEFHBRESH AR, EASLARTFEMNET7 A 28 H 47 80BP £ 7.1418;
2 TAARTEPHCESR 7 A 28 B _L47 157BP £ 7.1802, %%+ a4 384BP; £ T
REAEANR PRI RS 7 A 28 B 147 349BP % 7.1883, kit 5 Bp#RiC % 5 81BP,
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B 7: FARARTFENARRRCELY
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N 8] TR GLR
N (Buy): ##AAR6ANAN, BEHEILZTZE 300 455 20% 4 L.
A (Hold): FAHAA R 6 ANA R, B4t iE 300 45449 % 50 48 AT +5%~+20%.
« P (Neutral): FAAAKR 6 ANA R, WA P E 300 35489 T 0@ EAF-5%~+5%-
2 (Sel): WAL 6AAN, BMHEIALET P E 300 153 5% L,

AT R
CEF KT MMAKG A A, LG E 300 455 10% 4 k.
SRR A 6 A A, A7k AR 300 454060 T 2 8 E AF-10%~+10%.
ST KT MMAKRGAA A, 7L EAEE T P R 300 454 10% 4 k.

AT IF B B

AABLHF EBIEHA LA FTHIEAR T ENHRLE, HMAF. REFIE. AT AREHAR
Fol R F, BRI B RBRAEAN, R FEELFE, RN EIRZNIE, AT LR SRR IE,
40t B R,

AN B R B IE R BT F R F AR
FIEAF RTINS AT MM “Ana”) &0 EiEALHEEER PR, RIFEARL AW
ST, A AR AR T AR GE AR ARE PRI RSO T. FUM S S A4 &
AR AR Ao RAIERT R, AIERRA BN L S0 —FE KT KX, AN 8T ArHERRIE
FAREF BN, T 0 S AR A 0 B E AT OAT, HAGERBE. R AERAINEL, #)
WL AT IS, A0 RAaRE P K.

SN WLk

AR B RFIERA RTAEN 8] QAT EAR “ANE") ZEPAFRA, A s TEBRAMKE A
REMALA L P, doIAFFERANEE P, WEUH A3 R B, REF O ERRT AT
B, Ao S T B AN TSR T W TMEAEATIRIE, EEMELT, ARE P a3 & RATEEY
B M B ITAEAT ARG AT, A 8] B b AN 8] RERBAET AN, AR 2K B 3k F AR
HPTE R AEAT IR R = £ 6 R T TTH 2 S A FAF & 3290 & FF 8 T RTINS, T8 X
895 FAEF AT B R D IZIE AR TMAR 694 @ R O KRIEN A R AMFWIRALA KNS TA, K
% @ AT M Fe N ATAF AT KBk, 24, I, REXRH A,
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