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— BT % wm  (2023.09.11—

2023.09.15)
N TE T B RAE 2023.09.15
T A bR AR (2023.09.04-
B 202359411 8-9 4158, REAFFHFRE bR | 20230908) N
7380 127, i W i B| B 7450 17T, MLF 4%4% 5910 12T, MLF 2| s 023.09.1
4000 12 ;& it 594 4%k 1840 14, AT H4A 7040 1L 7 ol ;3 i (2023.09.04 —
% € i 5] 3. 2023.09.08
2023.09.08
RHT5H:

B AE9A15B, RITHE LiFHIoi-FHAEE I A8 B EH-
11.49BP % 1.87%, Ai7XE Wit FHH£4% 9 A 8 A Ta-
13.55BP £ 1.86%; #afgf)% 7@, [%7& shibor. 1 J& shibor, 2
B shibor, 1 4~} shibor %51 %4 1.7630%, 1.9000%, 1.9340%,
2.0830%, % 9 A 8 B 4#|%E#-13.00BP, 6.50BP, —11.50BP,
13.80BP; A&7 @, 3 A~ H shibor, 6 A~ shibor, 9 A
shibor.,1 4 shibor % %% 2. 1650%, 2. 2390%. 2. 3050%. 2. 3610%,
# 9 A 8 A% 8. 40BP, 5.80BP, 4.40BP. 5. 20BP.

BT %

m O ABE9AISA, IAAM. 3IANAHM. 6AAAH. 1 8. 35
B, 549, 10 -0, 30 20 B A 2] B0k A £ 58 1. 7291%,
1.8023%, 2.0969%, 2.1327%. 2.3490%, 2.4939%., 2. 6400%,
2.9840%, 49 A 8 B 4% #1% 7 10. 67BP, 14.22BP, 2.74BP,
3.75BP. 1.53BP., 0.09BP. 0.25BP. —0.09BP.

SMCTF .

B &KZ29A15H, EALXARTEHEME 9 A 8 HTAT 3648P £
7.1786; £ ALARTEP AL 54 9 A 8 B F47 724BP £ 7.2691,
B M@ 905BP:; £ B AARPEHMCELK 9 A 8 A T4
842BP % 7.2807, 4t FBPACE % 116BP,
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ANFTHEME, 202359 A 11 8-9 A 15 B, #IF0FT 7R QgL
7% 7380 1z 7T, 1¥ ) i B3 7450 12 7L, MLF 4%5% 5910 127, MLF |3 4000 1z ©; &3t
924 157 1840 1L, A B #HI5A 7040 12 L% = 0 2],

B 1: RITAFFHRAEREHIL (L)
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Wind, Je{T@sb, RAZHERST LK EH

WhTHAE A 15 8, 84T Fl bt Ao i T30 A £429 /] 8 A T #h-11. 49BP
E1.87%, MArA @t FHA %429 A 8 B E5H-13.55BP £ 1.86%:; #AMAE 75
®, %72 shibor. 1 /& shibor.2 /& shibor.1 4~ shibor % #|% 1. 7630%. 1. 9000%.
1.9340%, 2.0830%, %9 A 8 B 4 %% #5-13. 00BP, 6.50BP, —11.50BP, 13. 80BP; %
AR F®, 3 A~H shibor, 6 A~ A shibor, 9 4~A shibor, 1 “F shibor % H|#
2. 1650%, 2. 2390%. 2. 3050%, 2. 3610%, ¥ 9 A 8 H %% % % 8. 40BP. 5. 80BP. 4. 40BP .
5. 20BP,
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WAt RR: Wind, ERFERHEEESN
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B 3: 4523 shibor A% (%) B 4: P8 shibor A% (%)
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FAMR: Wind, B3R5 KKK FHARM: Wind, E15EKA 5 KR

BT %H. #EZ9 4158, 1AM, 3AAM. 6408, 158, 358, 5
S0, 10 20, 30 - H E 4k B AL E £ 5 A A 1. 7291%, 1. 8023%, 2. 0969%, 2. 1327%,
2.3490%., 2.4939%. 2.6400%. 2.9840%, %9 F 8 H /AL 5 10. 67BP, 14.22BP,
2.74BP, 3.75BP. 1.53BP, 0.09BP, 0.25BP, —0.09BP.

B 5: AAMEMgEIMERAY (%) B 6: KMEMHBMUEELT (%)
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FH AR Wind, BEIELEFTT KR AR Wind, RIEIERF T AR

SPEWH MEIAISH, EASLAR TP AMNE9 A 8 H T 47 364BP £ 7. 1786
EAGRARTEPYCES 9 A 8 B T4 724BP £ 7.2691, # a3 905BP; £ 4.3
BANRPEHCELEQ J 8 A T47 842BP £ 7.2807, 44 ABPHCE% 116BP.
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B 7: FARART T EHARRCELS
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FARR: Wind, FEEIEEFTEEN
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«EAN (Buy): iEARK 6 ANA A, IRMHEIMETFIK 300 454 20% A L,
A (Hold): #Mi#AAk 64 A A, MM4axtF X 300 458089 X sh#a B AT +5%~+20%.
« P (Neutral): A% 6/~A A, Rt R 300 45369 % #hié B A T-5%~+5%.
i (Sel): MMAKRGAAMN, RMEAMIST X 300 H5dk 5%k L.

AT IR BLEA
ET AT BMAR 6 AA K, LK ET P I 300 454k 10% A L.
CREEAT: FAR 6 A A, 7k akbaAn I 300 45804 E S A AT-10%~+10%.
ST AT BAK6AA K, L5 I 300 454k 10% 54 L.

O HT T B A

AANEA P EHIER LA T AIE R EFMPALTE, BHBRAT. REFTE. AAMARENAE
Aot & G, RIEFEERBEZOM, FHAFTEL LT, ALNERINE, FHEZREA SERE,
AL B

Ay B BB R SRR B b S T AE BB :

FAGEAARAAEN S (AT “Ara” 2P BiEASHEEER MR, RITEAREEH
A H T, A 8 A SR B IA R TR IR AIE P ARBE R ST, TR S K S AR
AR A LRI S KA IERT RIS, RIE AR LML e —F A AH K, A2 8T AL AL
FAEEBONE, FTHAESE LY REERTON, HAGEARME, BEFAERAMTEL, 3
WAL AR RIS, FOANNEF K.

B % 9-L:FE

, AN EABLANE R
RBERALAERP, LodBAFHFIERANSZ P, HREAEHRE MR REFOELRRETLAFGH
M, A LM, TSR TERAREEMEKIE. AETHERLT, KRS PHELERTRLEY
&AM TR ARG T B, AN SR L AN A RIRGET A, BHFREAEEEAE AR
L FTIE R A EITAR R AL 2 A 69k 4. REH Y A 48 B 3F & 50 A A7 RIIF AL, 5 X
B0 FIERBR B R D RIERB T MK B BRR T KRB L. FREGORRA RN A, K
224 @ T AT A N AT UERTH K8, L4, RIE, KAXFIIA.
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