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WA A A 19.62 #= 40.08 77 -FH K, MK TIAEFRIAKF, e4& 2020 F5% 15 4
Mo fm 3 ALEFA 10 kA= 30 KT A e 5 R @ARSAA 9.14 4= 20.11 7 -F 7
K, B2 AR, RIFEILFRMOH ALK, SFETH ) MALE I —
TR,

1. M2 B b3 -, M2-M1 5 1 £ K. 2 A MO M1, M2 A R b3 K 8. 7%, 1. 2%.
12.5%, 3 E AR R T 0, 4.7 Fo+6. 6 N Lo M2-M1 H 7.5%, ¥Eig £ 45
A 4. T A B L, T EZ2RETEFARARET TR R, 2. HREKR
3 8.4%, 1 ARILHERIFILBE TR 0.8 ANTE.1-2 AL #H¥EK647
1, BEERMOHERTRIL Y 3.24 Fit. 1) BRAXR: 1-2 A ER G 3%
5. 73 FAC, REKFHEMAARNT, BWEGRES, B TERIOWEHK, ©
A AR B A ST HHAREM 44, BRAEIMFLEMME ZE FE RIS L
HTAF1-2 ARS8 1.26 1L, 2) e FHK: 1-2 bk FHEHm ) 1.85
FACA, #2023 SFRIAR Y 3 2.42 Fie, H4LFERE YA EE,
3) MBAEH: 1-2 A MK A HIE I 4806 1L, B ESFRBIHM Y 6580 12, 4) dE4
BE: 12 A58 m1.71 Blet, BREFRI S 1.22 10T,
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A 1. WARKBFGEARGARZNER, HBFERTHBRRBIT. KN
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ZHONGTAI SECURITIES 7k B4R L
AEBF
—. HERERRIE I 0% BHBEATEFR -3-
=L RBRERL: P RKATREHATE, BEBEETH -8-
LM RABREREFR, FAET Ko, -13 -
V9. ARATARI B oo e -15-
AxEx
BE N B OB HEIB R ... -4-
B# 2: FHEBER 2023 FRIHHEANGR (1EL) oo -5-
B % 3: 2023 5 2024 £ 1 J]+2 Fl 7259 B F AR (12D oo -5-
BE 4: 10 FREHEHZE E T (5 oo -5-
B# 5: #HE P BB R L WATIE L AT LG (EL) oo, -6 -
BlE G: BFHEFEBEIERTEEE ..o -7-
BE 7: AR FRHHIBWFEAR FRHHAFTRLSEE (12, ¥) oo -8-
V. EITIE T o 0 2 /7% 7 -9-
B 9: 2023 5 2024 F 1 J+2 F H#HEZHREERMGR (1CL) .o -10 -
B 10: BIFIERF BRI HIETHNR (1EL) oo, -10 -
BLE 11: BB TEREIEHTE B oo -11 -
BE 12: 10 AR TFTHBBH KL TR (FFFAK) oo -12-
A% 13: 30 A FHRFTERBEAHELBE (FFFH) oo, -12-
B# 14: M2 Z M BIEEHEZE () oo -13 -
BE 15: M2 G M FBZZE (B) oo -13 -
BE 16: AR FHEKIEWEEAR FHERAHRLIEERE (12, %) .o -14 -
B & N7: BHEFERIIEIEDIT (JETD oo -14 -

—. AR FE L 9. 0%, EHEBAHEFF

2 AL 1.52 1L, BEFRMMYIE1.64 LA, #HEALKT
F AR —H A 2. 42 HAC. 1-2 A4+ #3% 8.1 A1, BEHFR
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ZHONGTAI SECURITIES 7k &R

BTRE11 FLt. GEiLaRF 032 9. 0%, 41 A Bk IR TIE
0.5 NE H Fo

B & 1: % 2 EFLRR] LA

wiEiE (2) | LbXFRGEN (12) | FEbiEE
2021/1/31 51,884 1,349 13.00%
2021/2/28 17,243 8,506 13.30%
2021/3/31 33,762 -18,076 12.30%
2021/4/30 18,570 -12,457 11.70%
2021/5/31 19,522 -12,344 11.00%
2021/6/30 37,017 2,336 11.00%
2021/7/31 10,752 -6,176 10.70%
2021/8/31 29,893 -5,960 10.30%
2021/9/30 29,026 -5,667 10.00%
2021/10/31 16,176 2,247 10.00%
2021/11/30 25,983 4,628 10.10%
2021/12/31 23,580 6,388 10.30%
2022/1/31 61,759 9,875 10.50%
2022/2/28 12,170 -5,073 10.20%
2022/3/31 46,565 12,803 10.50%
2022/4/30 9,327 -9,243 10.20%
2022/5/31 28,415 8,893 10.50%
2022/6/30 51,926 14,909 10.80%
2022/7/31 7,785 -2,967 10.70%
2022/8/31 24,712 -5,181 10.50%
2022/9/30 35411 6,385 10.60%
2022/10/31 9,134 -7,042 10.30%
2022/11/30 19,837 -6,146 10.00%
2022/12/31 13,231 -10,349 9.60%
2023/1/31 59,956 -1,803 9.40%
2023/2/28 31,610 19,440 9.90%
2023/3/31 53,867 7,302 10.00%
2023/4/30 12,249 2,922 10.00%
2023/5/31 15,560 -12,855 9.50%
2023/6/30 42,265 -9,661 9.00%
2023/7/31 5,366 -2,419 8.90%
2023/8/31 31,279 6,567 9.00%
2023/9/30 41,326 Bl 9.00%
2023/10/31 18,441 9,307 9.30%
2023/11/30 24,554 4,717 9.40%
2023/12/31 19,326 6,095 9.50%
2024/1/31 65,364 5,408 9.50%
2024/2/29 15211 -16,399 9.00%

AR ARSAT, P RAIERAT AT

B ARSI 1. EBAERL. FRELTR, BRG & EHA,
2 A #3Ea9 5% B/ B AR & e ) 64, 2%F= 39.5% (1 H & kb 75. 6% A=
4.5%), pHEEATLT-11.44+35.0 NE 55 5. 2. FHIEik 2023 5
R, 2 A ¥ AASABRLRY 1.641CT, 1-2 A4 T 1.1
A, T 2R TFREABAERAL Y EME. b TATHE, &
1 1-2 A F_bHH, BikkRE, AARKT 7@, ReIEROAR
Tt 2 A 2023 SFR G B AR TR bV 38 9324 fet, WitA FE T
ERBATANER, IR @m, EARTHRKR, RITHREL Y

EHLHEELL TR SR 4-
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ZHOMGTAI SECURITIES

7k BRI

1038 10, 154K AEARARTT I b 538 1299 17T, #5 A N ILAY4RAT
AL RV 38 946 LT T 1-2 A &3t &k akif Bl g 7
1292 ek, —7 @2 FxFABEBAK, B —F @k RFF R
Tre, SAfakit mAMER, B KA RERTA IPOfo i
BRI HR R GO R BT R L 4 5 999 1 L; RS A AT
BHE T B AT B bV 3 3320 1270

E#E 2: #iFiLghE 2023 F R A A lF R (124)

et | ARTRK | ZERMK | EERNK | RMHRITRCLCE | 5% | BRRME | BUSfIZ%E|  Abs s
2021/1/31 1,349 3,258 117 -1,274 3,499 -50 382 -5,176 -506 114
2021/2/28 8,506 6,211 256 -396 4,600 -2,538 244 -807 372 107
2021/3/31 -18,076 -2,879 546 -1,770 -5114 -6,124 585 -3,213 638 =&
2021/4/30 -12,457 -3,399 366 =135 =2,0129 -5,613 499 382 376 -4
2021/5/31 -12,344 -1,208 =185 -958 -1,762 23,956 364 -4,661 335 =35
2021/6/30 2,336 4,153 10 -194 -2,411 241 418 58 -8 -265
2021/7/31 -6,176 -1,830 1 -204 -1,186 733 -277 -3,639 723 -479
2021/8/31 -5,960 -1,488 592 -1,046 -1,314 990 196 -4,050 -40 -117
2021/9/30 -5,667 -1,416 295 =01 -1,489 -179 -369 -2,050 202 -285
2021/10/31 2,247 1,089 1 -186 203 -2 -81 1,236 -333 -191
2021/11/30 4,628 -2,288 66 -803 242 3,166 523 4,158 -528 =91
2021/12/31 6,388 -1,108 143 67 797 1,731 725 4,548 -559 -598
2022/1/31 9,875 3,806 337 162 -169 1,921 448 3,589 -187 -76
2022/2/28 -5,073 -4,329 26 185 -4,867 2,254 -108 1,705 124 -113
2022/3/31 12,803 4,780 149 1,532 2,583 =57 175 3,943 -579 504
2022/4/30 -9,243 -9,224 211 713 -405 28 352 173 -390 28
2022/5/31 8,893 3,936 2176 676 -142 1,443 -425 3,881 -438 109
2022/6/30 14,909 7,358 94 218 1,287 -1,581 -367 8,708 0 =19
2022/7/31 -2,967 -4,303 240 1,173 -428 -2,131 499 2,178 -338 752
2022/8/31 -5,181 631 1,578 890 3289 =3 1187 -227 -6,693 -264 99
2022/9/30 6,385 7,931 1,530 1,907 118 -792 250 =2538 -834 7
2022/10/31 -7,042 =3,321 643 1,000 -1,270 152 -58 -3,376 7 -22
2022/11/30 -6,146 -1,573 -123 1,825 574 -3,402 -506 -1,638 -975 43
2022/12/31 -10,349 4,051 Sl 3,789 865 -7,054 -408 -8,865 -770 -1,342
2023/1/31 -1,803 7,326 156 618 -1,770 -4,200 -475 -1,886 -118 108
2023/2/28 19,440 9,100 =8 817 4,159 52 -14 5416 -226 110
2023/3/31 7,302 7,196 68 214 1,505 =312 -344 -1,059 -48 -349
2023/4/30 2,922 815 85 734 1212 -712 -173 636 -160 -36
2023/5/31 -12,855 -6,011 167 922 =727 -2,510 461 -5,011 -158 29
2023/6/30 -9,661 1,873 324 674 -1,757 -97 111 -10,845 -3 16
2023/7/31 -2,419 -3,724 -81 628 781 330 -651 111 61 -619
2023/8/31 6,567 68 -1,658 251 =235 1,276 -215 8,714 -139 -29
2023/9/30 5915 =314 -1,300 593 2,265 305 -696 4,387 20 287
2023/10/31 9,307 406 -899 454 -380 -1,235 -467 12,847 | -2,398 101
2023/11/30 4,717 -328 -298 562 11 784 -429 4,992 -1,122 117
2023/12/31 6,095 -3,309 58 1,111 -1311 2,146 -935 6,515 -126 963
2024/1/31 5,408 =03 -943 794 2,673 3,312 -542 -1,193 130 162
2024/2/29 -16,399 -8411 -95 505 -3,619 -2,020 -457 -2,127 0 0
E: R HAWE abs Aoz H AL
TR RR: ARGRAT, FRIEFFF LA
A% 3: 2023 5 2024 F 1 H+2 H i@ EH R TG (121)

et | ARTRER | ZRHEEHK | AR | REFRTAACE | REME | RERME | BFHES|  Abs %3
202318 +28 91,566 67,498 507 4 2,894 5,300 1535 | 12,278 -612 679
202418 +2H 80,575 58,174 -531 1,303 1,948 6,592 536 8,958 -413 962
=) b wh -10,991 -9324| -1.038 1,299 -946 1,292 -999 | -3,320 199 283

E: RIA DY AWE abs Fer s IR
THRR: ARBRAT, FRIEFRF IR

BE 4: 10 FH B0 E/HHEETT %)
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FARIR: Wind, P RIEFF LA

B &RkE: 1. AAREHRL. 612 ARA, WHERFRTA

2K, RITZEFRA2A. 220k #8411, ZARI12 A4
HRETRARL S 2 AFEARTEK 773 e, 1-2 A &it#73%
5.82 e, 1-2 A&t Rk Y3 9324 et 2. RMERERL. H&
FRIBAL TR K 1-2 A & Sh ek &4 #738 2720 1e T, Rl
b 685 1T o H P AN HLARAT K GLIC 24914738 1948 1L, Rk g
946 1L 7L; 1EHa At 4 130310, RBrbak4: £38 1299 12, £ieftk
&ty 831 1L, Rl % i 1038 1CTo

B & 5: #EE NI EHBH R LT &AL (10T)
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ZHONGTAI SECURITIES 7k &R
S iR IEILER A I ER+ RUEIERTT " g VERE N

TRRERR | “oacir® | OO | ROUCE&LFELE| TR | g
2021/1/31 -1,405 4,902 3,497 6.7% 5,755 11.1%
2021/2/28 -1,855 639 -1,216 -7.1% 2,497 14.5%
2021/3/31 1,525 2296 3,821 ~11.3% 3,748 11.1%
2021/4/30 2,711 -2,152 559 3.0% -2,147 -11.6%
2021/5/31 1,538 -926 612 3.1% -644 -3.3%
2021/6/30 2,747 -221 2,526 6.8% 3,091 8.4%
2021/7/31 1,771 -2,316 -545 -5.1% -2.577 -24.0%
2021/8/31 2,813 127 2,940 9.8% -1,149 -3.8%
2021/9/30 1,353 14 1,367 4.7% 1,826 6.3%
2021/10/31 1,160 -886 274 1.7% -288 -1.8%
2021/11/30 1,605 -383 1,222 4.7% 410 1.6%
2021/12/31 4,087 -1,419 2,668 11.3% -1,054 -4.5%
2022/1/31 1,788 4,733 6,521 10.6% 10,100 16.4%
2022/2/28 3,052 -4.228 -1,176 -9.7% 4,111 33.8%
2022/3/31 3,187 287 3,474 7.5% 8,089 17.4%
2022/4/30 5,148 -2,557 2,591 27.8% -1,948 -20.9%
2022/5/31 7,129 -1,068 6,061 21.3% 2,642 9.3%
2022/6/30 796 1,066 1,862 3.6% 6,906 13.3%
2022/7/31 3,136 -2,744 392 5.0% -3,546 -45.5%
2022/8/31 1,591 3,486 5,077 20.5% -121 -0.5%
2022/9/30 -827 132 -695 -2.0% 6,567 18.5%
2022/10/31 1,905 -2,156 -251 -2.7% -1,843 -20.2%
2022/11/30 1,549 191 1,740 8.8% 241 —~1.2%
2022/12/31 1,146 -554 592 4.5% -416 -3.1%
2023/1/31 4,127 2,963 -1,164 -1.9% 15,100 25.2%
2023/2/28 -989 -69 -1,058 -3.3% 5,785 18.3%
2023/3/31 _4,687 1,792 2,895 _5.4% 10,815 20.1%
2023/4/30 1,280 -1,345 -65 -0.5% -1,099 -9.0%
2023/5/31 420 ~1,795 -1,375 -8.8% 350 2.2%
2023/6/30 -821 -691 -1,512 -3.6% 7,449 17.6%
2023/7/31 3,597 -1,963 1,634 30.5% -3,785 -70.5%
2023/8/31 3,472 1,129 4,601 14.7% -401 -1.3%
2023/9/30 -1,500 2,397 897 2.2% 5,686 13.8%
2023/10/31 3,176 -2,536 640 3.5% -1,770 -9.6%
2023/11/30 2,092 202 2,294 9.3% 1,705 6.9%
2023/12/31 1,497 -1,865 -368 -1.9% -635 -3.3%
2024/1/31 -9,733 5,636 -4.097 -6.3% 14,600 22.3%
2024/2/29 -2,767 -3,688 -6,455 -42.4% 5,300 34.8%

KR ARARAT, FRIEFHT AT

B RHFERRRRERT S 1. BURRRRT R K. 1-2 A &5 #7138 BUF it
AR 8958 ¢, Rk V38 33201C, — 7 @A FMBERAMNE, H—7 @
TR IRAF AT L T KBEWA K. 2. DRFRBRTRLEHME, KEK
TR Y3, 1-2 A 4338 A b Fakdt 6592 12, Bk %38 1292 1z,
Hit—F @AW T 2022 S5 KGET R shE R —HIELF] T 2023 F
—ZF, BEEFFRAMAMARTS, HRTERKGEHK, F—Fagt
BT AAMAFAERLEEK, 10 FHRERB USRS Z 2.3%44, &
Th$Akdz, L AMARATE, B KGAAREA T LA, RERTS
A3 536 1¢, BV 3 999 12, Wit HFLMA IPO fe B ak T BURA
Xo

B & 6: BHLGFLEH L
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S ER | RINEE | HiEmTE | BUFS abs %35
2021/1/31 75.7% 8.0% 9.5% 4.7% -0.1% 0.5%
2021/2/28 80.5% -2.3% 11.9% 5.9% -1.0% 2.1%
2021/3/31 82.3% -12.2% 13.6% 9.3% 1.4% 3.2%
2021/4/30 67.7% -19.9% 23.9% 20.1% 0.9% 2.5%
2021/5/31 73.3% -13.5% -1.8% 34.3% 1.3% 1.9%
2021/6/30 64.5% -4.7% 13.2% 20.3% -0.1% 4.8%
2021/7/31 77.3% -37.6% 37.5% 16.9% -0.2% 2.5%
2021/8/31 43.7% -3.5% 20.5% 32.6% 0.9% 1.8%
2021/9/30 61.1% -7.3% 6.6% 27.8% 2.2% 5.2%
2021/10/31 A47.7% -13.1% 19.2% 38.1% -0.9% 2.2%
2021/11/30 49.6% -9.8% 20.4% 31.4% 2.9% 2.2%
2021/12/31 41.1% -27.1% 17.0% 49.5% 2.6% 11.6%
2022/1/31 69.7% 7.3% 11.8% 9.8% -0.3% 0.3%
2022/2/28 78.6% -41.5% 34.5% 22.4% -0.4% 2.1%
2022/3/31 69.9% 0.3% 10.1% 15.2% -0.2% 3.4%
2022/4/30 30.6% -34.0% 51.7% 41.9% -2.3% 5.2%
2022/5/31 63.3% -6.4% 2.3% 37.2% -0.7% 1.7%
2022/6/30 58.3% -0.3% 5.7% 31.2% 0.0% 3.4%
2022/7/31 37.9% -39.2% 30.8% 51.4% -4.6% 13.1%
2022/8/31 50.7% 19.3% 11.2% 12.3% 0.0% 2.5%
2022/9/30 70.5% 4.1% 3.9% 15.6% -0.5% 4.3%
2022/10/31 40.6% -19.1% 35.0% 30.6% -1.4% 3.6%
2022/11/30 54 .4% -1.3% 7.0% 32.9% -1.2% 3.2%
2022/12/31 96.3% -10.7% -26.0% 21.2% -1.1% 10.5%
2023/1/31 82.0% 5.8% 4.3% 6.9% -0.6% 0.5%
2023/2/28 58.5% -0.3% 13.4% 25.7% -0.9% 1.2%
2023/3/31 74.1% 3.6% 7.4% 11.2% -0.3% 2.3%
2023/4/30 33.6% -9.3% 32.1% 37.1% -3.1% 3.7%
2023/5/31 76.4% -9.4% -8.9% 35.8% -2.2% 3.3%
2023/6/30 76.2% -2.1% 7.0% 12.7% -0.1% 4.2%
2023/7/31 0.5% -32.1% 38.7% 76.6% -5.5% 7.5%
2023/8/31 42.2% 3.2% 12.2% 37.6% -0.4% 1.9%
2023/9/30 60.0% 7.3% 2.4% 24.0% -0.4% 4.4%
2023/10/31 27.1% -13.9% 8.1% 84.8% -13.7% 2.3%
2023/11/30 43.8% 0.1% 7.1% 46.9% -5.5% 3.0%
2023/12/31 54.1% -8.1% -11.6% 48.2% -1.4% 12.1%
2024/1/31 75.6% 9.2% 8.2% 4.5% -0.3% 0.7%
2024/2/29 64.2% -21.6% 11.5% 39.5% -1.4% 3.2%

FTHRR: ARBIT, P RIEFT LA

= BRERL: LkF RKRAFTEREARE, FHEELE)HE

B 1-2 A& 6.37 HiLa, & 2023 FRIFH AT V¥ 3400
CHo 2 A% AHEREK.45 F10, & T HE—HMMG1.43 5 1C
T, AR BHAAA AR K8 L 4E. E A FFIIE K 10.1%, kIR
T 0.348 5 %

BE 7: ARFHKEWGEAR FRAFHPLIEE (12, %)
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ZHONGTAI SECURITIES 7k &R
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TR ANRAAT, T RIERH P

EREMHPH: 1, FHTELKLEH. BRFEILTHE, ki b
RA, EBHRBRT LB IK, 2 AEL L P KT, DRI FTRERES
A & bk 89. 0%, 36. 6%A=—19.1% (LA A 67.3%. 29. 7%F=-19.8%), #7}¥
JERAAT. bR B A A-33. 6%F-7.2% (LA A 7. 2%F= 12. 7%) .
1-2 A & #3850 4% 2023 F R ALk . B R T KIAAR KR LA AT
R, P RBFEBEATRE; THRGZRAFTER. 1-2 4738
2K ER 2023 SR AR 38 3400 12, A ERAANT . FRESAIRILEL
~2899 #2+2140 10, 4> k485 Fod> Ak d K45 5 B rh Y 985 F= 100
1C; BT % 7384 1C,
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[PIEiE3S

ZHOMGTAI SECURITIES 7k &R
ARTRE| ER ik fKH saHA BREY |BERDKH| VEH | hKE | EREMEE | FERIS
2021/1/31 2,400 6359 | -3100 | 5757 | 2483 4,427 1,957 -1,944 3,800 -5,001 ~425
2021/2/28 4,543 5,554 700 10,585 | -2.239 | 1813 3,742 4,052 6,843 2489 | -1.606
2021/3/31 21200 | 1614 | -4500 | 5158 | -4,906 98 1,501 -5,004 3,657 23600 | 1678
2021/4/30 2300 | -1386 | -2011 | 1587 | -4000 | -1,915 529 2,085 1,058 21199 | 1,128
2021/5/31 200 811 402 987 | -2.430 575 -236 -1.855 1223 _48 1,084
2021/6/30 3100 | -1.130 | 5313 174 | -860 100 1,193 ~960 1,019 4851 | -1.116
2021/7/31 905 3519 | 1689 | -3124 | -1581 | -1425 2,093 _156 1,031 2792 2,044
2021/8/31 ~600 2660 | 1166 | -3,349 | -2544 | -1348 1312 1,19 2,037 4,489 793
2021/9/30 2400 | -1.721 345 5427 | 377 175 -1,695 552 3732 3,985 679
2021/10/31 1364 316 766 1761 | 703 154 162 549 1,923 2084 201
2021/11/30 1,600 197 | -2133 | -1.698 | -1.293 -969 772 304 2,470 801 678
2021/12/31 1300 | -1919 667 2941 | 1,058 985 834 2043 2,107 746 121
2022/1/31 4000 | -4270 | 8100 | -1.424 | 2073 | -20272 2,024 4,345 600 3193 575
2022/2/28 21300 | -4790 | 400 | -10520 | 1,394 220 4572 1614 -5.948 4,907 1,610
2022/3/31 4000 | -3940 | 8800 | -2.356 | 2947 | -139% 2,504 4,341 148 4712 _184
2022/4/30 8246 | 7453 | -1768 | -9185 | -2.022 | -2,001 5232 199 3,953 2437 _153
2022/5/31 3900 | -3344 | 7243 | -4356 | 3.320 34 -3.379 3086 977 5,501 ~163
2022/6/30 6,900 203 7525 | 5141 | 4597 782 -989 3,815 6,130 1,951 250
2022/7/31 4042 | 2842 | -1457 | -3966 | -1323 _354 2,488 ~969 1,478 1365 298
2022/8/31 300 1175 | 1787 537 | 1454 426 ~1,601 1,028 2138 21222 256
2022/9/30 8100 | -1.383 | 9370 | 5329 | 4560 181 1211 4,741 6.540 -2.180 -50
2022/10/31 2110 | -4827 | 1525 | -1456 | -2.493 -938 -3.889 1555 2433 745 557
2022/11/30 ~600 4710 | 3158 232 | -1643 992 3718 651 3,950 56 265
2022/12/31 2801 | -1963 | 6017 | 7.024 | 368 270 -1,693 638 8,717 2,941 564
2023/1/31 9200 | -5858 | 13200 | 8807 | 4335 -665 5193 5,000 14,000 5915 832
2023/2/28 5,800 5450 | 3700 | 7,370 | 5803 4129 1322 1,674 6,048 4041 | -1617
2023/3/31 7,600 4908 | 2200 | 9.865 | 4972 2,046 2613 2,726 7,052 7,874 75
2023/4/30 734 241 1055 | 3175 | 1450 601 -842 849 4,017 -3,868 755
2023/5/31 -5.300 784 6742 | 2784 | -2.144 148 637 2092 2147 ~6,709 143
2023/6/30 2,400 1157 687 1899 | 1175 632 463 543 1,436 1617 306
2023/7/31 3331 | 3204 | -499 | 2905 | -1.305 | -1,066 2,158 239 747 461 694
2023/8/31 1,100 -658 738 1965 | 118 398 -1,056 280 909 1,881 67
2023/9/30 21600 | 2082 | -2339 | 1070 | -704 177 2014 881 044 _673 914
2023/10/31 1032 ~166 537 420 | -468 541 375 73 795 1271 948
2023/11/30 ~1.200 298 616 | -2.679 | 2015 69 228 1,946 2,907 543 _108
2023/12/31 2401 468 3721 | -3901 | 653 872 ~403 219 -3.498 351 105
2024/1/31 200 7229 | -8200 | 2141 | 2.687 3,187 4,041 -500 1,900 -5.606 834
2024/2/29 23600 | -7,988 | -400 101 | -6571 | -6,086 -1,901 _485 1,800 _1778 | 3872
TA R R : ARRAT, P RIERAF AT
BE 9: 2023 5 2024 £ 1 f+2 ] FH LR T REXR (121T)
ARTBR®| ER a4 KA pL BEREY |BERYKH| tWEH |l hKE | ZREEE | FRIS

2023518 +28 | 67100 | 4653 | 62900 | 49.194 | 22444 | 1559 3,094 20,885 46,100 5116 412
2024%15+2 | 63700 | 3894 | 54300 | 51,234 | 18560 | -1,340 5,034 19,900 46,000 12500 | 40294
B & 3,400 759 | =8.600 | 2.040 | -3.884 | -2.899 2,140 -985 -100 7384 | 4706

TR IR ARARAT, P RIERF T

BR 10: BIfF R REGHHET ARG (121)
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ZHOMGTAI SECURITIES

ok &

R s | B AAE | SRR | SRR
TAR |mmmaste|  FRB | RHEERND

2021/1/31 37,792 39,197 2,825 7,826
2021/2/28 13,420 15,275 6,149 8,638
2021/3/31 27,570 29,095 -2,878 722

2021/4/30 13,168 10,457 -3,428 -2,229
2021/5/31 14,376 12,838 -1,084 -1,036
2021/6/30 23,106 20,359 4,216 -635
2021/7/31 9,058 7,287 =359 =893l
2021/8/31 12,881 10,068 -1,393 -5,882
2021/9/30 17,480 16,127 -1,721 -5,706
2021/10/31 7,679 6,519 1,163 -1,121
2021/11/30 13,064 11,459 -2,278 -3,079
2021/12/31 10,747 6,660 -1,179 -1,925
2022/1/31 41,217 39,429 3,425 232

2022/2/28 10,510 7,458 -2,910 -7,817
2022/3/31 31,754 28,567 4,184 -528
2022/4/30 5,075 -73 -8,093 -10,530
2022/5/31 18,439 11,310 4,063 -1,528
2022/6/30 29,756 28,960 6,650 8,601
2022/7/31 5,314 2,178 -3,744 -5,109
2022/8/31 12,925 11,334 44 1,266
2022/9/30 25,630 26,457 8,150 10,330
2022/10/31 5,012 3,107 -2,667 -3412
2022/11/30 12,199 10,650 -865 -809

2022/12/31 14,112 12,966 3,365 6,306
2023/1/31 49,585 53,712 8,368 14,283
2023/2/28 17,927 18,916 7417 11,458
2023/3/31 39,279 43,966 7,525 15,399
2023/4/30 5,054 3,774 -21 3,847
2023/5/31 12,996 12,576 -5,443 1,266
2023/6/30 32,462 33,283 2,706 4,323
2023/7/31 1,289 -2,308 -4,025 -4,486
2023/8/31 13,958 10,486 1,033 -848

2023/9/30 24,944 26,444 -686 -13

2023/10/31 5,296 2,120 284 -987

2023/11/30 11,107 9,015 -1,092 -1,635
2023/12/31 11,606 10,109 -2,506 -2,857
2024/1/31 48,951 58,684 -634 4,972
2024/2/29 10,455 13,222 -7,472 -5,694

e AFR RO S IFRB LI, AR KR, BBk kA 2T 00 T AR
RiR: ARBAT, b RIERA T

WmPKRE: 1. EREEFRN: 1 A TERA—REX. 124
JERAAGE . bR AT 38 K-1340 A= 5234 1o T, £ A F T AL
2899 #2+2140 12, 2 A % A t94aipfed RKIGFH B A T HE KT
&, %)V 3% 4868 A2 1038 12, XTHERE T 1 A e &g 1 7 3%
MMERE K. 20 ARFHEBFER: e RBFHEAATE, ZHBZT
BRI K, 1-2 AR5t PRPTKR, FRFXTEST2AHE
1,99, 4.6 F2-1.25 H 1L, ¥EH 2023 F R HH 5KV 985,100 F=
7384 1L, EEFWHEHANMFR T T oL F KT HEIAEATR
35, 3, AERAZHE 2G40 4294 12, % 2023 F B A3 w4706 1L,

BE 11: BFETHEH LM
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ZHONGTAI SECURITIES 7k &R
BR o |4 K Hf 55 BEREH | BRPKHE | AVEH | Al KE | ERRE | EBN0H
2021/1/31 35.5% 71.2% 83.4% 25.2% 9.2% 26.4% 16.1% 57.0% -3.9% -5.6%
2021/2/28 10.4% 88.2% 111.1% -1.4% -19.8% 30.2% 18.4% 80.9% -13.6% 1.3%
2021/3/31 42.0% 58.6% 71.6% 32.9% 19.2% 22.9% 13.7% 48.7% -5.6% -1.0%
2021/4/30 35.9% 51.4% 78.4% -12.1% 2.5% 33.5% -14.6% 44.9% 18.4% 10.4%
2021/5/31 41.5% 53.7% 73.0% 7.7% 12.0% 29.5% -4.3% 43.5% 10.3% 4.2%
2021/6/30 41.0% 68.8% 63.8% 31.1% 16.5% 24.3% 14.6% 39.5% 13.0% -9.0%
2021/7/31 37.5% 40.0% 82.3% -23.0% 0.8% 36.7% -23.8% 45.6% 16.3% 16.4%
2021/8/31 A47.2% 57.1% 77.7% 2.8% 12.3% 34.9% -9.4% 42.7% 23.1% -5.6%
2021/9/30 47.5% 59.1% 70.0% 30.4% 19.4% 28.1% 11.0% 41.9% 8.2% -5.3%
2021/10/31 56.2% 37.5% 77.6% 1.7% 5.2% 51.1% -3.5% 26.5% 14.0% 7.1%
2021/11/30 57.8% 44 7% 72.7% 15.2% 11.9% 45.8% 3.2% 26.9% 12.6% -2.9%
2021/12/31 32.9% 58.6% 61.5% -7.9% 1.4% 31.5% -9.3% 30.0% 36.2% 4.9%
2022/1/31 21.2% 84.4% 71.4% 27.9% 2.5% 18.7% 25.4% 52.8% 4.5% -3.6%
2022/2/28 -27.4% 100.8% 37.3% 9.8% -23.7% -3.7% 33.4% 41.1% 24.8% 14.6%
2022/3/31 24.1% 79.2% 54.9% 38.1% 12.3% 11.9% 25.8% 43.0% 10.2% -1.5%
2022/4/30 -33.6% 89.6% 36.2% -58.9% -28.8% -4.9% -30.2% 41.1% 79.8% 21.4%
2022/5/31 15.3% 81.0% 34.9% 23.7% 9.7% 5.5% 14.0% 29.4% 37.7% 2.4%
2022/6/30 30.2% 78.7% 66.4% 39.8% 15.2% 14.8% 24.6% 51.6% 2.8% -5.9%
2022/7/31 17.9% 42.4% 72.8% -56.2% -4.0% 21.9% -52.2% 50.9% 46.2% 21.7%
2022/8/31 36.6% 70.0% 80.1% 14.4% 15.4% 21.3% -1.0% 58.8% 12.7% -3.4%
2022/9/30 26.3% 77.6% 68.6% 38.9% 12.3% 14.0% 26.6% 54.6% -3.3% -3.8%
2022/10/31 -2.9% 75.2% 80.5% -38.3% -8.3% 5.4% -30.0% 75.1% 31.0% 18.5%
2022/11/30 21.7% 73.0% 78.3% 2.3% 4.3% 17.4% -2.0% 60.9% 12.8% -0.8%
2022/12/31 12.4% 89.6% 99.1% -3.8% -0.8% 13.2% -3.0% 85.9% 8.1% -0.1%
2023/1/31 5.2% 95.5% 76.0% 31.5% 0.7% 4.6% 30.8% 71.4% -8.4% -1.2%
2023/2/28 11.5% 89.0% 66.1% 38.7% 6.7% 4.8% 32.0% 61.3% -5.5% 1.0%
2023/3/31 32.0% 69.4% 69.5% 43.5% 15.7% 16.3% 27.8% 53.2% -12.0% -1.0%
2023/4/30 -33.5% 95.1% 76.7% -32.7% -17.5% -16.1% -15.3% 92.8% 17.8% 29.7%
2023/5/31 27.0% 62.9% 69.0% 17.2% 14.6% 12.4% 2.6% 56.6% 3.1% 4.4%
2023/6/30 31.6% 74.8% 67.4% 40.5% 16.1% 15.2% 24.4% 52.2% -2.7% -6.4%
2023/7/31 -58.0% 68.7% 59.0% -148.0% -38.6% -19.4% -109.4% 78.4% 104.0% 62.7%
2023/8/31 28.8% 69.8% 59.2% 14.1% 17.1% 11.8% -2.9% 47.4% 25.5% -2.6%
2023/9/30 37.2% 72.9% 78.0% 38.5% 13.9% 23.7% 24.6% 54.3% -6.5% -8.0%
2023/10/31 -4.7% 69.9% 61.4% -38.2% -14.3% 9.6% -24.0% 51.8% 43.0% 28.3%
2023/11/30 26.8% 75.4% 62.3% 21.1% 5.4% 21.4% 15.6% 40.9% 19.2% -1.9%
2023/12/31 19.0% 76.2% 86.1% 1.1% 6.5% 12.5% -5.4% 73.6% 12.8% 0.8%
2024/1/31 19.9% 78.5% 80.0% 36.8% 7.2% 12.7% 29.7% 67.3% -19.8% 0.5%
2024/2/29 -40.7% 108.3% 81.8% 3.0% -33.6% -7.2% 36.6% 89.0% -19.1% 27.9%

AR R : ANRSRAT, P RILKEH AT

B 2A. 3AHBEBRKEKXZTAEARIE: 10 K42 30 KT AL 1 A4
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ZHOMGTAI SECURITIES

7k BRI
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1-2 ARV 381,26 BT, 2. X Fik: 1-2 AL GFHETRY
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ZHONGTAI SECURITIES Tk BRI

BE 16: AR FEKBIFTEAR FERFHALEE (12, ¥)
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ZHOMGTAI SECURITIES

7k BRI

ARTER | ER i | WMBEFERR|  JER
2021/1/31 6,900 -27,600 | 25,584 7,698 -6,821
2021/2/28 1,300 33,800 | -27,040 | -8687 | 11,176
2021/3/31 -5,300 -4,100 | -14,570 | 2,499 11,058
2021/4/30 -19,952 -7,704 |-15256 | 5,248 -3,303
2021/5/31 2,500 -3,747 -9,294 -3,843 14,566
2021/6/30 9,600 551 10,276 2,100 2,670
2021/7/31 -12,103 -6,405 2,400 1,136 -8,424
2021/8/31 -5,700 -635 -1,883 -3,615 3,605
2021/9/30 7,500 1,240 -4,917 3,286 2,508
2021/10/31 11,620 22,531 2,921 2,050 9,482
2021/11/30 -9,600 974 968 -5,424 -8,773
2021/12/31 13,693 2,157 2,711 -762 1,756
2022/1/31 2,600 39,300 |[-23484 | -5851 -716
2022/2/28 13,900 -35,523 | 25,589 | 14,481 -2,200
2022/3/31 8,600 7,623 9,221 -3,571 -3,040
2022/4/30 8,161 8,668 2,346 -5,367 1,448
2022/5/31 4,800 6,321 12,240 -3,665 -5,262
2022/6/30 9,700 2411 4,588 -365 -2,617
2022/7/31 11,747 10,220 2,700 -1,145 -1,531
2022/8/31 -900 4,948 3,943 -4,296 -5,346
2022/9/30 3,000 3,232 2,457 231 -2,136
2022/10/31 -9,493 6,997 -5,979 300 -10,352
2022/11/30 18,100 15,192 -7,475 3,600 6,937
2022/12/31 -4,330 10,011 | -12,846 -555 -1,485
2023/1/31 30,400 7,900 6,845 979 11,936
2023/2/28 2,700 10,849 11,511 -1,444 | -19,063
2023/3/31 12,200 2,051 -456 13 9,370
2023/4/30 -5,518 -4,968 -198 4,618 -3,804
2023/5/31 -15,800 -2,029 1-12,393 | -3,223 653
2023/6/30 -11,200 1,997 -8,709 -6,129 2,195
2023/7/31 -11,647 -4,713 -4,900 4,215 -3,915
2023/8/31 -200 -409 -661 2,484 -2,969
2023/9/30 -3,900 1422 -5,639 2,673 -3,845
2023/10/31 8,290 -1,266 3,048 2,300 3,020
2023/11/30 -4,200 -13,411 511 388 9,020
2023/12/31 -6,402 -9,123 2,341 1,636 2
2024/1/31 -13,900 -36,700 | 18,555 1,776 -4,574
2024/2/29 -18,500 24,074 | -42,800 | -8,356 | 16,737

FHRB: ARLIT, T AIEEFTH

W, AiTHRFTER

BREXRBITRBRER, BHFBEBRYLFNZIRGIREG2, AT
REA R HEE, #LAMNFRRS (RETHLEN—FNE
FH, EHIUAN) 1. RARRBITOEALBHEER, BEFER
ERRRBIT AMNBFEBFLHGAT, L& T EHbeta, K>
AR, BNHREREE L EIF), RAMEE. FRAAT, RIE
MRAFER AL, HON, A AESTRRD, KRB
Fo BFRIT, FHEL DM FEHERS), ARFEFRENHA
KARAEE, BRZFHTIEE AREERRET. PREFT, Ax
BATAFRBAT. —REFHLHF, KT HE, SREFRY, BEX
BRAT: RAT. FAT. 9RGE, TAT, AT, UTH). ZREFAFAMN
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%, RBRITFPHBOKF: THAIT. BRI RIT,

B R&RT: S5 THRALAML, 2FKILAATI.
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ZHONGTAI SECURITIES 7k &R

BRPEAA

L

L%

A

AR K 6712 AN A P ARt 3] 20 2 A 45 #ik hé 2 15% A &

Rkl

AR R 6712 AN A AR B #0545 R Pk k@ A2 5% 15% 2 17]

BA

FARA K 6712 A A A8t 7] 20 2 B 45 300K 78 £ —10% +5% 2 18]

A K 6712 AN A P ARt R 0 A 45 $sk ha 2 10% A B

TP

B

A K 6712 AN A P B A8 2 45 205K ha /2 10% 4 B

e

FARA K 6712 A A AT B #7245 407K 78 £ -10% +10% 2 18]

A K 6712 AN A P 3T B AR A B 45 Sk ha /2 10% 4 £

Bk WBATEARERN BB 6712 /A AN IR (AT kA58 Aast B AR R AR A a4t T R AL,
HP AT H IR 300 458 A A A B AT B A MORAE (ST AR iR ARAY) R AT 454k (4T
AR IEARGY) AR BB H UBEAREF A B AR R, EIRT AR 500 45 H R A AR A AR A
AR (BALRGIRI) .
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ZHONGTAI SECURITIES 7k &R

TE£FH:

PRIERBDABRNE (ATRMA “AnE”) AAFHIERAEBEFRZERSHTHIERRT FO L5 T4
o ANIATRAEBRAMBEARERALSEF .

AARE AT AN S REATA RINA TS 69 0T TR RFAT I, R TEHEOTFRAE, HRBL, &
AN B, LRI AEATH Z 7 0948 E R rhe AN 8] A KALRARIE L 42 o) B A Ao T BT, BLAIRE P
AR L. TR ROBRIRE AR N T KRB R FIBT, TR A MR AN S ARSI SE ETARK
H B e IE TR S, BROTE R Y AT RIEMAE S R R K ARETBEGTH, TR, TR FEA
HMRARBLEPARSFZA, FMBAETIRIT . FE, 2t IS RLIBEZN, AN RHREFHA
BT RABRAR BB AR T2k . KRS PO RTAIR S TRARLEEGANHNE P, THRE P NG #
o

THH RS, BREEE, AETERLT, AN TIEFTARE B AIRE b 94T R 257 5] BAEATAR %
4%’{6]‘_1%1‘1"_%0

BRHREE, BFREAFGEILT, A0 8] B KN 8] 89 XERAUAH T i & 5 A 5 F 3 Ay 8] BT RAT 9E
FHBATR 5, 7T Ae A L) 8] I fo 3L RS BAR BT ARAT W 5P Am 2 8k = S 55 AT & RRIR G0 A
8] B H RN 8] 0 K IR BASATT B/ ARE NTE R AT L2 AR T A P61 &

ARE A “F RAERID A TR E)” FTA o FARKERNS] B @B, ETHAMFNA, REFT AR E
AT X8R, K. A&, #8. PIE, ek, BAx AREATA FR M 5 R B
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